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Abstract
The LHC is running and in the near future potentially some signs of new physics are measured. In this
thesis it is assumed that the underlying theory of such a signal would be identied and that it is some
kind of minimal supersymmetric extension of the Standard Model. Generally, the mapping from the
measurable observables onto the parameter values of the supersymmetric theory is unknown. Instead,
only the opposite direction is known, i.e. for xed parameters the measurable observables can be
computed with some uncertainties. In this thesis, the ability of artical neural networks to determine
this unknown function is demonstrated. At the end of a training process, the created networks are
capable to calculate the parameter values with errors for an existing measurement. To do so, at rst a
set of mostly counting observables is introduced. In the following, the usefulness of these observables
for the determination of supersymmetric parameters is checked. This is done by applying them on 283
pairs of parameter sets of a MSSM with 15 parameters. These pairs were found to be indistinguishable
at the LHC by another study, even without the consideration of SM background. It can be shown that
260 of these pairs can be discriminated using the introduced observables. Without systematic errors
even all pairs can be distinguished. Also with the consideration of SM background still most pairs
can be disentangled (282 without and 237 with systematic errors). This result indicates the usefulness
of the observables for the direct parameter determination. The performance of neural networks is
investigated for four dierent parameter regions of the CMSSM. With the right set of observables, the
neural network approach generally could also be used for any other (non{supersymmetric) theory. In
each region, a reference point with around 1,000 events after cuts should be determined in the context of
a LHC with a center of mass energy of 14TeV and an integrated luminosity of 10 fb 1. The parameters
m0 and m1=2 can be determined relatively well down to errors of around 4:5% and 1%, respectively.
Increasing the integrated luminosity to 500 fb 1 allows also a quite accurate determination of the other
two continuous parameters tan and A0. The parameter tan has relative errors as small as 4%, and
the estimated standard deviations for A0 are roughly between 25 and 35% of the true value of m0.
The content of this thesis was mostly published in the following papers:
 N. Bornhauser, M. Drees, Phys. Rev. D86 (2012) 015025 [arXiv:1205.6080 [hep-ph]]
 N. Bornhauser, M. Drees, arXiv:1307.3383 [hep-ph]
v

Contents
1. Introduction 1
2. Diculty of Parameter Determination 3
2.1. Supersymmetric Events . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . 3
2.2. LHC Inverse Problem . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . 5
3. The Simulation 7
3.1. Parameter Sets from Degenerate Pairs . . . . . . . . . . . . . . . . . . . . . . . . . . . 7
3.2. Constrained Minimal Supersymmetric Standard Model . . . . . . . . . . . . . . . . . . 7
3.3. Event Generation . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . 8
4. Event Characterization 9
4.1. Observables . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . 9
4.2. Covariance Matrix . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . 13
5. Usefulness of the Observables 15
5.1. Test Statistics . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . 16
5.2. Discrimination of the Degenerate Pairs . . . . . . . . . . . . . . . . . . . . . . . . . . . 20
5.2.1. Discrimination without Standard Model Background . . . . . . . . . . . . . . . 23
5.2.2. Discrimination with Standard Model Background . . . . . . . . . . . . . . . . . 25
5.2.3. Conclusion for the Observables . . . . . . . . . . . . . . . . . . . . . . . . . . . 25
6. Creation of the Neural Networks 27
6.1. General Neural Network Construction . . . . . . . . . . . . . . . . . . . . . . . . . . . 27
6.1.1. Layout . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . 27
6.1.2. Normalization and First Weights . . . . . . . . . . . . . . . . . . . . . . . . . . 29
6.1.3. Learning Procedure . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . 31
6.2. Neural Networks for Parameter Determination . . . . . . . . . . . . . . . . . . . . . . 32
6.2.1. Reference Points, Training and Control Sets . . . . . . . . . . . . . . . . . . . . 32
6.2.2. Performance Improvement . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . 37
6.2.3. Parameter Errors . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . 39
6.2.4. Number of Hidden Neurons . . . . . . . . . . . . . . . . . . . . . . . . . . . . . 42
7. Results of the CMSSM Parameter Determination 45
7.1. Neural Network Results . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . 46
7.2. Comparison with a 2{Minimization . . . . . . . . . . . . . . . . . . . . . . . . . . . . 58
8. Summary and Outlook 65
A. Denition of the Observables 69
A.1. Electrons and Muons . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . 69
A.2. Taus . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . 69
vii
A.3. Jets . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . 70
A.4. Missing Transverse Momentum . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . 70
A.5. HT . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . 70
B. Selection Cuts 71
B.1. Events with at Most One Lepton . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . 71
B.1.1. Two Jets . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . 71
B.1.2. Four or More Jets . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . 71
B.2. Events with Two Opposite{Charged Leptons . . . . . . . . . . . . . . . . . . . . . . . 72
B.2.1. No Jets . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . 72
B.2.2. Three or More Jets . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . 72
B.2.3. Four or More Jets . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . 72
B.3. Events with at Least Two Leptons of the Same Charge . . . . . . . . . . . . . . . . . . 72
C. Calculation of Neural Network Weights 75
C.1. First Step . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . 75
C.2. Repeated Steps . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . 76
C.3. Hessian Matrix . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . . 77
D. Calculations 79
D.1. Covariance Matrix for Event Fractions . . . . . . . . . . . . . . . . . . . . . . . . . . . 79
D.2. Peak at p  0:32 for Poisson Statistics . . . . . . . . . . . . . . . . . . . . . . . . . . . 79
D.3. Gaussian Distribution for First Weights . . . . . . . . . . . . . . . . . . . . . . . . . . 80
D.4. Set{up of a Correlated Gaussian Distribution . . . . . . . . . . . . . . . . . . . . . . . 81
viii
1. Introduction
This thesis describes the determination of supersymmetric parameters at the Large Hadron Collider
(LHC) using articial neural networks. The main content of this thesis is published in references [1]
and [2].
In the beginning of 2010, the LHC started running and since then an enormous number of proton{
proton{collisons were recorded by the corresponding experiments. Both multi{purpose detectors
ATLAS and CMS saved each an integrated luminosity of around 5 fb 1 for a center of mass energy of
7TeV and of around 23 fb 1 for a center of mass energy of 8TeV. Recently, a longer shutdown of the
LHC has started with the main goal of increasing the center of mass energy to (at least) 13TeV close
to the maximum design energy of 14TeV. Presumably, the LHC will start running again at the end
of 2014. The so far completed analyses of the collected data did not nd any hints for the realization
of supersymmetry within nature [3]. Potentially, this will change after the restart of the LHC with
a higher center of mass energy, since the increase of energy expands the reachable supersymmetric
parameter space.
In this thesis it is assumed that new physics is found at the LHC and in particular that the underlying
theory can be identied as a minimal supersymmetric extension of the Standard Model (MSSM). The
realization of the MSSM around the energy scale of the LHC is motivated by the possible cancellation
of quadratic divergences in the radiative corrections of the Higgs boson mass [4]. The MSSM could
also supply a dark matter candidate and it would predict the unication of gauge couplings at a high
energy scale. The determination of the values of the supersymmetric parameters is a non{trivial task,
even if the underlying theory is known. In general, once the values of the theory parameters are
set, the corresponding measurement signature at the LHC can be simulated (with some uncertainty).
But in contrast to that, the inverse function going from the measurable observables to the values of
the parameters is in general unknown. Additionally, it even could be possible that the at the LHC
available observables are not sucient to discriminate between the measurement signatures produced
by dierent choices of the supersymmetric parameters. This impossibility for the unique determination
of the parameter values is called \LHC inverse problem".
The LHC inverse problem was studied in [5] for a MSSM with 15 parameters in the context of the
LHC with a center of mass energy of 14TeV and an integrated luminosity of 10 fb 1. The authors
identied 283 parameter set pairs which could not be distinguished with a 95% condence level within
their comparison method. They used with 1,808 a very large number of mostly kinematical observables.
A successful determination of supersymmetric parameters relies on the right selection of observables.
In the rst part of this thesis, 84 observables are introduced which are in the following used for a new
comparison of the 283 parameter set pairs from reference [5]. Contrary to [5], the 84 observables
consist mostly of counting observables. It is shown that indeed a large fraction of the parameter set
pairs can be distinguished using the described observables. This successful discrimination indicates
that the observables are in particular also useful for the direct determination of supersymmetric
parameters from a measurement (and not only useful for the discrimination of dierent supersymmetric
signatures). Furthermore, in contrast to reference [5] also Standard Model background is included in
the comparison of the parameter sets. This should verify the usefulness of the observables also in a
more realistic situation.
In the second part of this thesis, the established observables are used for the determination of
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supersymmetric parameters from a measurement with the help of neural networks. This is not the
rst time that articial neural networks are used within high energy physics. They were already used
more than 25 years ago [6], although with quite a dierent set{up compared to the one presented in this
thesis. In the beginning, they were deployed for tasks like the reconstruction of single tracks from hit
patterns in wire chambers. In the meanwhile, neural networks are applied for a wide variety of purposes
as e.g. in the optimization of experimental searches for superparticles [7] or also in the parametrization
of parton distribution functions [8]. However, I am not aware of the previous implementation of neural
networks for the parameter determination of a supersymmetric (or any other supposedly underlying
physics) theory at the LHC.
The in this thesis considered theory is the constrained MSSM (CMSSM) with four continuous pa-
rameters and a sign choice. The low number of free parameters has the advantage that the creation of
the neural networks can be done with a manageable amount of computations, respecting the available
computing resources. On the other hand, the introduced method can also easily be used for supersym-
metric theories with more parameters. In practice this means that a higher number of neural networks
has to be created, since here for each theory parameter a single network is used. In particular, the
introduced method can also be applied on any other (non{supersymmetric) theory, as long as the
measured observables are adapted appropriately.
The introduced observables are used as input values for the neural networks and the output values
are the parameters of the considered theory. The key of a successful determination of theory parame-
ters using neural networks is the understanding of the statistical uctuations of the observables, i.e. the
knowledge of their variances and covariances. They can be used to improve the performance of the
created neural networks. A priori, a neural network knows nothing about the errors of the input ob-
servables, while every measured observable obviously has a certain uncertainty. Therefore a signicant
performance improvement of a neural network is reached by \teaching" it the importance of the single
input observables. Observables with generally bigger errors are less important than observables with
smaller errors. This teaching can be done using the covariance matrix of the observables and is shown
in this thesis. Furthermore, a priori a neural network gives an output value without a corresponding
error, i.e. it is not known how well the value is determined. With the knowledge of the variances
and covariances of the observables it is possible to determine the errors and correlations of the found
parameters. Two independent methods leading to the statistically same results are described. The
performance of a neural network is compared to a relatively simple 2{minimization, leading to the in-
sight that the consideration of the statistical uctuations is very important for a successful parameter
determination.
This thesis is organized in detail in the following way. At rst, Chapter 2 gives a basic understand-
ing of the diculty of supersymmetric parameter determination. It describes the general properties
of supersymmetric events and summarizes the results of [5] concerning the LHC inverse problem. In
Chapter 3, the considered MSSM with 15 parameters from reference [5] and the CMSSM are shortly
described. Furthermore, the general implementation of the generation of supersymmetric events is ex-
plained. In the following Chapters 4 and 5, the used observables with their corresponding covariance
matrix are introduced, their statistical behavior veried, and they are nally applied on the indistin-
guishable parameter set pairs from [5]. In the second part of this thesis, beginning with Chapter 6,
the general construction of a neural network is explained and the adaption for the CMSSM parameter
determination is described. Chapter 7 presents the results of the parameter determination using neu-
ral networks and compares the neural network performance to a relatively simple 2{minimization.
Finally, Chapter 8 gives a summary about the results of this thesis and an outlook.
2
2. Diculty of Parameter Determination
In this thesis constrained versions of the MSSM are considered. A general introduction to the MSSM
can be found in [4]. The unconstrained MSSM has 105 free parameters next to the 19 Standard
Model parameters. But such a high number of free parameters is for a study of the properties of
supersymmetric events not feasible. Therefore, the number of free parameters can be reduced for the
sake of practicabilty by making further sensible assumptions. Note that most of the 105 parameters
arise from the soft supersymmetry breaking, which is not a priori specied and therefore written in a
general way. An exact specication of the soft supersymmetry breaking mechanism allows for example
a reduction of the number of parameters. The constrained versions considered in this thesis, which
are shortly introduced in Sections 3.1 and 3.2, have only 15 and 4 (plus a discrete sign choice) free
parameters, respectively.
Even for these reduced numbers of free parameters, the mapping between the measurable observables
and the supersymmetric model parameters is in general unknown. For example, for the CMSSM this
problem arises from the fact that model parameters are dened at a high energy scale (compared to the
energy of the LHC collisions) and non{trivially connected to the superparticle spectrum and therefore
to the measurable observables. On the other hand, setting the parameter values of a supersymmetric
model allows the simulation of the experimental signature of the specic parameter choice. Therefore,
the usual way of determining the parameters of an existing measurement is the comparison of this
measurement to the simulations, resulting from dierent parameter choices of the supersymmetric
model which is assumed to describe nature. The parameter values of the measurement can be identied
(within certain uncertainties), if the experimental signature coincides with a particular simulation.
This procedure assumes that dierent parameter choices lead to unique experimental signatures (see
LHC inverse problem below). Note that if the superparticle spectrum belonging to the measurement
can be identied from the measured (kinematical) observables, then it is not necessary to generate
events with an event generator anymore. Instead, it is sucient only to compute the superparticle
spectrums for dierent parameter choices (and not additionally to generate events) and compare them
with the measurement. This normally takes much less computation time than the generation of events.
In the following, at rst the general properties of the supersymmetric events at the LHC are con-
sidered. Afterwards results of a study [5] concerning the LHC inverse problem are presented, whereas
the LHC inverse problem describes the issue of a potentially impossible discrimination between ex-
perimental signatures from dierent model parameter choices.
2.1. Supersymmetric Events
In this section, general properties of the experimental signatures at the LHC from the considered
supersymmetric models are discussed. A more detailed consideration of supersymmetric signals can
be found in [4]. The considered supersymmetric models fulll the so{called R{parity conservation,
having the consequence that always an even number of supersymmetric particles (superparticles)
participates in an interaction, since all Standard Model (SM) particles have positive R{parity and all
superparticles negative R{parity. In particular this means, that only even numbers of superparticles,
usually two, are produced in proton{proton{collisions at the LHC. Furthermore, the decay of such
a produced superparticle will always lead to the lightest supersymmetric particle (LSP), which is
3
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then stable because of R{parity conservation. The following discussion concerns only the situation
that the LSP is the lightest neutralino, i.e. an electrically neutral, colorless, only weakly interacting
superparticle. This is the case for almost all parameter sets considered in this thesis.
The collision of two protons at the LHC then leads to the production of two superparticles, mostly
gluinos and squarks, which then each decay in longer decay chains to the neutralino as being the LSP.
Similar to neutrinos, the produced neutralinos would not be measured within the detector. Considering
the high energy necessary for the production of the (in comparison to most SM particles) heavy
superparticles, this would lead to a relatively high amount of energy leaving the detector unmeasured.
Since not the whole protons, but instead single partons of the colliding protons are responsible for the
production of the superparticles, the energy of the initial state is not known and therefore the whole
missing energy can not be specied. But in contrast to the momentum of the partons longitudinal to
the beam line, the transverse momentum of the interacting partons is known to vanish in the initial
state. Therefore, it is possible to measure the missing transverse energy (momentum) of the event.
The missing transverse energy of the event is then determined by the amount of transverse momentum,
which is missing to set the summed transverse momenta of all measured nal state particles to zero.
Note that next to the neutralinos, of course, also SM neutrinos can contribute to this missing energy.
The missing transverse energy is the main divider between supersymmetric events and events result-
ing from the production of SM particles. Of course, also in SM events missing energy occurs from the
detector escape of neutrinos (which are produced in the decay ofW{, Z{bosons or of heavy quarks) or
from mismeasurements, but in general the missing transverse energy resulting from the production of
superparticles is much bigger. In this sense, the resulting supersymmetric nal states can be broadly
classied as having two or more jets and zero or more charged leptons (electrons, muons and the
corresponding antiparticles) resulting from the long decay chains of the produced superparticles, and
additionally having a large amount of missing tranverse energy [4]. The event cuts, which are applied
on the considered supersymmetric events in this thesis, are listed in Appendix B. The application of
such cuts should reduce the SM background, which is (because of the generally lower particle masses)
much bigger than a supersymmetric signal, and therefore allow the investigation of the properties of
the supersymmetric events. Depending on the values of the supersymmetric model parameters, which
lead to dierent masses and branching ratios of the superparticles, the given cuts could be optimized
to improve the signal{background{ratio. However, the chosen cuts, described in Appendix B, deliver
an overall satisfying signal{background{ratio.
Note that next to the (hard) parton interaction producing a pair of superparticles also the other
(spectator) partons of the two colliding protons interact (softly). Additionally, not only this \in-
teresting" proton{proton{collision happens, but also multiple (normally uninteresting) other proton{
proton{collisions happen at the same crossing of the two proton beam bunches. Therefore, the events
at the LHC are kind of messy (compared to events at a lepton collider). This additionally supports the
need of proper cuts to lter out the important event properties. Furthermore, a well adjusted trigger
is needed to record the potentially interesting (supersymmetric) events out of the bulk of measured
events.
Overall, generally it is not easy to determine the properties like masses and branching ratios of the
superparticles from the measurement. On the one hand, supersymmetric events have to be ltered out
of the enormous amount of SM background. On the other hand, the produced superparticles decay
directly in potentially complicated decay chains and the only superparticle left at the end of such a
decay chain, namely the neutralino being the LSP, is not directly measurable. Furthermore, a priori
it is even not clear, if dierent parameter choices for a considered supersymmetric model actually lead
to dierent at the LHC measurable experimental signatures. This potential problem is discussed in
the following section.
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2.2. LHC Inverse Problem
This section describes shortly the so{called LHC inverse problem and the results of Arkani{Hamed
et al. [5] investigating this problem for a MSSM with 15 parameters in the context of a LHC with a
center of mass energy of 14TeV and an integrated luminosity of 10 fb 1. The content of this section
is published in [1].
The LHC inverse problem concerns the unique determination of parameters which belong to an
existing measurement. It is assumed that the underlying physics theory is known. The choice of the
values of the theory parameters determines the signature of the measurement. The inverse problem
is to nd the values of the parameters from the values of the measured observables. The LHC inverse
problem refers to the situation that the values of the theory parameters cannot be determined uniquely
from the at the LHC available observables, since at least two dierent parameter choices would lead to
the (statistically) same values for all observables. In particular, this refers to parameter choices from
quite dierent regions of the parameter space and not to choices with very small dierences. Such
close choices would naturally have indistinguishable measurement signatures within the experimental
errors.
Arkani{Hamed et al. [5] simulated 43,026 parameter sets using a MSSM with 15 parameters. The
model and the considered parameter space is described in Section 3.1. They compared the parameter
sets to each other using 1,808 mostly kinematical observables, including less than ten percent counting
observables. 283 of the compared pairs could not be discriminated with a 95% condence level within
their comparison method. They called these indistinguishable parameter set pairs \degenerate pairs".
In reference [5] a large number of observables was used. Furthermore, the simulated indistinguishable
parameter sets have with on average around 25,000 events a relatively high number of events after cuts.
Therefore, these 283 pairs, which cannot be uniquely connected to a specic choice of the parameters
within their comparison method, could imply that the LHC inverse problem is actually real (under
the assumption that nature follows a MSSM). Especially, meaning that this could also happen for
other realizations of the MSSM. On the other hand, the analysis of Arkani{Hamed et al. has some
weaknesses. At rst, they do not consider initial state radiation as well as interactions between
spectator partons (these are the partons which do not participate in the primary hard interaction)
within their generated events. Both eects tend to make the measurement signatures of dierent
parameter sets more similar, since they do not depend strongly on the nal state of the event. This
could actually mean that the LHC inverse problem is even more severe, because more parameter set
pairs potentially could not be distinguished.
Another problem is that in [5] this high number of observables was considered, without taking the
corresponding correlations into account. This is caused by the simple fact that the identication of the
correlations of such a large number of observables, especially of kinematical observables, is rather dif-
cult. As a consequence, the statistical behavior of the in reference [5] constructed quantity (SAB)
2,
which should express the dierence between two data sets, is a priori not clear. The degenerate pairs
were identied with the requirement (SAB)
2 < 0:285. This requirement was deduced from the com-
parison of parameter sets with themselves, meaning that a specic parameter set was simulated with
dierent statistics and the resulting data sets were compared to each other. In this self{comparison
Arkani{Hamed et al. found, that 5% of the compared data sets had values (SAB)
2 > 0:285. They
conclude from that, that compared parameter sets with (SAB)
2 > 0:285 are distinguishable with a
95% condence level. Since the statistical properties of (SAB)
2 are questionable, the same applies
to the identication of the degenerate pairs. More details on that can be found in [1].
In the following, the 283 degenerate pairs are reconsidered. Potentially, it is actually possible to
discriminate between a large fraction of these pairs, using a dierent set of observables and in particular
a statistically clean comparison method. Such a successful discrimination would indeed mitigate the
5
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LHC inverse problem and suggest that with the right selection of possible LHC observables an unique
determination of most supersymmetric theory parameters within certain errors would be manageable.
Furthermore, the used observables would probably not only be useful for the discrimination of the
degenerate pairs, but also be suitable for the direct determination of supersymmetric parameters from
a LHC measurement.
As mentioned, it is necessary to understand the correlations between the considered observables to
achieve a comparison method with a clear statistical behavior. Therefore, we consider mostly counting
instead of kinematical observables, as it was done in [5]. It is much easier to identify the correlations
between counting observables refering to the same events as compared to kinematical observables. The
used observables and their variances and covariances are introduced in Chapter 4. In the following
chapter, the general simulation of the parameter sets is described.
6
3. The Simulation
In this chapter, the two supersymmetric models which are considered in this thesis are shortly in-
troduced and the general simulation of the supersymmetric events is explained. The parameter sets
contained in the degenerate pairs from [5] were simulated with the rst described model (MSSM with
15 parameters), whereas the second model (CMSSM) is used for the determination of parameters with
neural networks. A general introduction into supersymmetry can be found in [4].
3.1. Parameter Sets from Degenerate Pairs
This section describes shortly the MSSM with 15 free parameters used in [5] and it is also contained
in a similar form in [1]. The free parameters are the three gaugino masses M1 (bino), M2 (wino) and
M3 (gluino), the four independent slepton masses m~eL = m~L , m~eR = m~R , m~L and m~R , the six
independent squark massesm~q1L = m~q2L ,m~q3L ,m~uR = m~cR ,m~tR ,m ~dR = m~sR andm~bR , the Higgs(ino)
mass parameter , and nally the ratio tan of the vacuum expectation values of the two Higgs
doublets. The rst and second generation sfermions masses are set equal. There are four additional
parameters set to xed values, namely the trilinear scalar couplings At = Ab = A = 800GeV and
the pseudoscalar Higgs pole mass mA = 850GeV.
The parameter sets simulated in [5] are randomly chosen from certain parameter ranges, using at
probability distributions. The range for the parameters M1, M2 and  and the four slepton masses
goes from 100GeV to 1TeV. The gluino mass and the six squark masses are picked from the range
between 600GeV and 1TeV. The last parameter tan lies in the interval from 2 to 50. Furthermore,
the following condition is required for the parameters:
mmaxslepton < m
max
ewino + 50GeV < m
max
color + 100GeV (3.1)
The maximum slepton soft mass is denoted as mmaxslepton, the maximum of the three parameters M1, M2
and  is called mmaxewino, and m
max
color is the maximum soft mass or mass parameter of any color{charged
superparticle.
Note that probably most of the parameter sets simulated in [5] as described above are excluded by
published analyses of the LHC data [3]. The main purpose of using the parameter sets from [5] is to
reconsider the pairs of parameter sets, which Arkani{Hamed et al. could not distinguish within their
comparison method using 1,808 observables. This allows a direct comparison of the results.
3.2. Constrained Minimal Supersymmetric Standard Model
In this section, the constrained minimal supersymmetric extension of the Standard Model (CMSSM,
also often called mSUGRA) is shortly described. A more profound description can be found in [4].
The CMSSM has four continuous parameters, the common scalar mass m0, the common gaugino mass
m1=2, the ratio of the Higgs vacuum expectation values tan, and the common trilinear coupling A0,
as well as one discrete parameter, the sign of the Higgsino mass parameter . Common refers here
to the energy scale of a Grand Unied Theory (GUT) with MU ' 2  1016GeV, at which the U(1),
SU(2)L and SU(3)C gauge coupling strengths have the same value in the MSSM. The MSSM should
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stay valid up to this scale. In the CMSSM the scalar particles, i.e. the squarks, sleptons and Higgs
bosons, have the common mass m0 at the GUT{scale, the gaugino masses unify to m1=2, and the
trilinear couplings (sfermion-sfermion-Higgs) become A0. In contrast, the parameter tan is given at
the electroweak scale.
The spontaneous breaking of supersymmetry is mediated (from a \hidden" sector to the observable
sector, which includes the MSSM) by graviational strength interactions. Imposing the universal soft
supersymmetry breaking parameters m0, m1=2, A0 and tan (equivalent for using B0) and xing the
sign of  then determines the whole superparticle mass spectrum. This connection between the soft
supersymmetry breaking parameters at the GUT{scale and the MSSM parameters at the (lower) scale
of the superparticle masses is thereby achieved with the renormalization group evolution equations.
3.3. Event Generation
This section describes the generation of the supersymmetric events and its content is included in
references [1] and [2]. The events for the considered parameter sets from the previously described
supersymmetric models are generated with multiple programs. At rst, the superparticle and Higgs
boson spectrum of a particular parameter set is calculated with the program SOFTSUSY [9]. In the
following, the program SUSY{HIT [10] is used to compute the branching ratios of the kinematically
allowed decays. Finally, events are generated with the program Herwig++ [11] in the context of
the LHC with a center of mass energy of 14TeV. CTEQ6.6 [12] is used for the parton distribution
functions and the cross{sections are calculated in leading order in QCD.
The considered measurements for the parameter set discrimination in Section 5.2 and the determina-
tion of the CMSSM parameters via neural networks in Section 7.1 have each an integrated luminosity
of 10 fb 1. Parameter sets are also simulated for higher luminosities up to 500 fb 1. For all these sim-
ulations, at rst, 10,000 events for the specic parameter set are created in Herwig++ to determine
the total cross{section of the supersymmetric events. In the following, this cross{section is used to
generate the appropriate number of events for the chosen integrated luminosity.
Furthermore, interactions between spectator partons, i.e. the \underlying event", as well as initial
state radiation are included using the default values of the corresponding parameters in Herwig++.
There is no detector simulation realized. However, the imposed transverse momentum and pseudo-
rapidity cuts on leptons and jets, as described in Appendix A, should be consistent with the main
detector acceptances. Jets are determined using the program FastJet [13]. Hadronically decaying
{leptons as well as b{jets, which fulll the existing cuts, are only identied with a probability of
50%. The b{jets which are not tagged are counted as normal jets. False positive tags are neither
included for {leptons nor for b{jets. Overall, the absence of a detailed detector simulation should not
distort the results for the discrimation of parameters sets as well as the direct parameter determination
signicantly, because as described in Chapter 4 mostly counting observables are employed. Count-
ing observables are in contrast to kinematical observables relatively insensitive to detector resolution
eects.
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In this chapter, the observables which are recorded to characterize important properties of the mea-
sured (simulated) events as well as the corresponding covariance matrix are introduced. The selected
observables (and the covariance matrix) are published in [1]. In the introduction of [1], there is also
an overview of the literature about supersymmetric parameter determination with dierent kinds of
observables. Furthermore, a slightly modied selection of the observables is used in [2]. The rst
selection is used for the discrimination of the parameter set pairs described in Chapter 5, while the
second choice is used for the parameter determination with neural networks as shown in Chapters 6
and 7. Both versions are presented and their dierences are pointed out.
4.1. Observables
Assuming an underlying theory, the choice of LHC observables is determined by the purpose to nd
the values of the theory parameters belonging to a particular measurement. In this context, an unique
parameter determination can only work if dierent parameter choices lead to dierent measurement
signatures. Even if parameter changes cause changes in event aecting properties like masses, pro-
duction cross{sections or decay branching ratios of particles, such changes do not necessarily show in
measurable LHC observables.
Provided that dierent choices of parameters are recognizable in possible LHC observables, the
particular choice of observables is not directly obvious. The number of observables has to be sucient
to read all information needed to determine the theory parameters. Therefore, observables have to
be identied, which show the changes of certain parameters. But in general it is probably not clear,
if a specic observable is sensitive to parameter changes over the whole parameter space. Potentially,
it is only relevant for certain parameter regions. Therefore, the number of observables should be
higher than the number of parameters which should be determined. On the other hand, an additional
observable is not automatically useful for the parameter determination. First of all, it has to show
a signicant parameter dependence to be potentially helpful. If this is true, an additional observable
cannot be considered independently, but the correlations with the other observables have to be taken
into account.
The consequences of a non{consideration of correlations can be illustrated in an example with two
observables, as can be seen in Figure 4.1. If both observables are positively correlated, meaning
that if the rst observable increases also the second one tends to increase and the other way around,
two dierent parameter choices can look more similar as well as more dierent than they actually
are. To explain that we look at the data sets produced by two dierent parameter choices. The
second parameter set should have somewhat higher expectation values for the observables than the
rst parameter set. Both observables follow a two{dimensional correlated Gaussian distribution, each
around the expectation values. If for the rst data set the rst observable has by chance a high value
out of the Gaussian distribution, then also the second observable tends to take a high value out of
its distribution (lower left red cross in Figure 4.1). By chance both observables from the second data
set with somewhat higher expectation values could take lower values from their distribution (upper
right red cross in Figure 4.1). Without the knowledge that the second observable tends to have closer
values for both data sets because of the rst observable having closer values, these data sets would
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Figure 4.1.: Observables 1 and 2 are positively correlated, as can be seen in the tilting of the ellipses.
The probability for the observables to take specic values follows a two{dimensional cor-
related Gaussian distribution around the expectation values (such a distribution is shown
for parameter values in Figure 6.6). The ellipse marks value pairs with equal probability.
The central dot within the lower left ellipse marks the expectation value of the observ-
ables for the rst parameter set. The two lines next to the this ellipse show the possible
observable value ranges (the one{dimensional Gaussian distributions without correlation
are indicated). The red cross marks a high value pair for the observables. Without the
present correlation, it would be less likely that both observables take such high values at
the same time. If the observables for the second parameter set (ellipse on the upper right)
take relatively low values (red cross) and the correlation is not taken into account, both
data sets would look more similar than they actually are. For the blue squares both data
sets would look more dierent than they actually are.
look more similar than they actually are, taking the correlation into account. In the same way, if
the rst data has lower and the second one has higher values for both observables (blue squares in
Figure 4.1), then they would look more dierent. The same arguments can also be made for negatively
correlated observables. The stronger the correlations are, the more is the statistical behavior distorted.
As a result, a comparison of two dierent data sets can only be done in a statistical valid way, if the
correlations between the observables are considered.
In the following, only observables with known correlations are used. To identify the correlations of
multiple kinematical observables for the same events is challenging (since for example particle decays
have to be considered, respecting energy and momentum conservation). In contrast, it is much easier
to create statistically independent counting observables for the same events, because e.g. the number of
jets has a priori nothing to do with the number of hadronically decaying {leptons. As a consequence,
we dene counting observables for distinct event classes and only one kinematical observable for each
class. This permits the clear identication of the correlations.
In total 84 observables are considered. The rst observable is the total number of events after cuts.
The event cuts are described in detail in Appendix B. They depend on the number of charged leptons
(meaning electrons, muons and tagged hadronically decaying taus) and should reduce Standard Model
background. This is for example done by requiring a certain amount of missing transverse energy ET ,
which in supersymmetric events originates from neutralinos (as being the lightest supersymmetric
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particle) escaping the detector. Only events which pass the selection cuts are considered in the
following. For the parameter sets contained in the degenerate pairs, on average around 30% of the
generated events pass the dened cuts.
The events are split into twelve distinct classes which are categorized by the number, charge and
avor of the measured charged leptons. In this context only electrons and muons are considered,
because {leptons decay within the detector and cannot be detected certainly. The electrons as well as
muons have to fulll cuts on the transverse momentum with pT > 10GeV and on the pseudorapidity
with jj < 2:5. Additionally they have to be isolated. The cuts are explained in more detail in
Appendix A. Here is an overview of the twelf classes, which also appears in the same way in [1] and [2]
(l = e or ):
1. 0l: Events with no charged leptons
2. 1l : Events with exactly one charged lepton, with negative charge (in units of the proton charge)
3. 1l+: Events with exactly one charged lepton, with positive charge
4. 2l : Events with exactly two charged leptons, with total charge  2
5. 2l+: Events with exactly two charged leptons, with total charge +2
6. l+i l
 
i : Events with exactly two charged leptons, with opposite charge but the same avor;
i.e. e e+ or + 
7. l+i l
 
j; j 6=i: Events with exactly two charged leptons, with opposite charge and dierent avor;
i.e. e + or e+ 
8. l i l
 
j l
+
j : Events with exactly three charged leptons with total charge  1. There is an opposite{
charged lepton pair with same avor. For example e  + or e e e+
9. l+i l
+
j l
 
j : Events with exactly three charged leptons with total charge +1. There is an opposite{
charged lepton pair with same avor. For example e+ + or e+e e+
10. l i l
 
j l

k; k 6=j;i for +: Events with exactly three charged leptons with total negative charge, i.e. there
are at least two negatively charged leptons. There is no opposite{charged lepton pair with same
avor. For example e e + or e e e 
11. l+i l
+
j l

k; k 6=j;i for  : Events with exactly three charged leptons with total positive charge, i.e. there
are at least two positively charged leptons. There is no opposite{charged lepton pair with same
avor. For example e+e+  or e+e+e+
12. 4l: Events with four or more charged leptons
There is no dierence made between electrons and muons. We dened these classes to capture the
information of the events for the MSSM with 15 free parameters described in Section 3.1. In this
model, the rst and second generation sleptons are degenerate and therefore also lepton universality
for the rst and second generation is valid. As a consequence, no signicant additional information is
gained by separating between electrons and muons.
With two protons the LHC has an initial state with positive electric charge and as a consequence,
in general not the same number of positively and negatively charged leptons should be produced.
Therefore, the classes depend on the charge of the leptons. Furthermore, in classes with at least two
leptons, a dierence between opposite{charged lepton pairs with same and dierent avor is made.
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Pairs with same avor can be created through the decay of a single neutralino ~0i ! l+l  ~0j with
j < i. On the other hand, all other pairs of charged leptons arise from the decay of two dierent
(super)particles. Moreover, events with four or more leptons are probably relatively rare. Therefore
these events are summarized within one class, because additional, mostly empty classes do not benet
(and as explained in Section 5.1 potentially even hurt) the event characterization.
For each of these twelve classes c 2 f1; 2; : : : ; 12g seven observables Oi;c; i 2 f1; 2; : : : ; 7g are
recorded. As mentioned before, the selection of observables diers for the discrimination of the de-
generate pairs published in [1] and for the parameter determination with neural networks published
in [2]. The letter \a" marks the observables which are used for the parameter set discrimination and
the letter \b" marks the ones which are used for the neural networks. Observables 1, 5, 6 and 7 are
used in both cases. The observables are listed in the following overview which is a combination of the
lists included in [1] and [2]:
1. O1;c = nc=N : The number of events nc contained in the given class c divided by the total number
of events N , i.e. the fraction of all events contained in a given class
2a. O2;c = nc; =nc: The number of events in a given class c that contain at least one tagged
hadronically decaying   divided by the total number of events in this class
2b. O2;c = h ic: Average number of tagged hadronically decaying   of all events within a given
class c
3a. O3;c = nc;+=nc: The number of events in a given class c that contain at least one tagged
hadronically decaying + divided by the total number of events in this class
3b. O3;c = h+ic: Average number of tagged hadronically decaying + of all events within a given
class c
4a. O4;c = nc;b=nc: The number of events in a given class c that contain at least one tagged b{jet
divided by the total number of events in this class
4b. O4;c = hbic: Average number of tagged b{jets of all events within a given class c
5. O5;c = hjic: Average number of non{b{jets of all events within a given class c
6. O6;c = hj2ic: Average of the square of the number of non{b{jets of all events within a given
class c
7. O7;c = hHT ic: Average value of HT of all events within a given class c, where HT is the scalar
sum of the transverse momenta of all hard objects, including the missing pT
The observables 2 and 3 concern only {leptons which decay hadronically. Furthermore, they have
to be isolated as well as satisfy pT > 20GeV and jj < 2:5. Fullling these requirements, they are
still only tagged with a 50% probability in the simulations. The reconstruction of jets is done with
the anti{kT algorithm in FastJet [13]. The jets have to fulll pT > 20GeV and jj < 4:8. A jet
which contains at least one (decay product of a) b{avored hadron is identied as a b{jet, if a more
stringent pseudorapidity cut with jj < 2:5 is passed. In addition, similar to the {leptons, b{jets are
only tagged with a 50% probability. A b{jet which is not tagged is counted as a non{b{jet. Further
details on the cuts are found in Appendix A.
If event i in the given class contains N (i)j non{b{jets, then hj2ic = 1=nc
Pnc
i=1(N
(i)
j )
2. The same footnote is included
in [1] and [2].
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In version \a" of the observables 2, 3 and 4 events are counted which contain at least one  , +
and b{jet, respectively. As a consequence, the observables have the same values, independently of
how many {leptons or b{jets are included in the single events, as long as the same number of events
each includes at least one of them. We used these observables for the parameter set discrimination,
because we noticed that the number of tagged {leptons as well as b{jets was relatively low in the
investigated degenerate pairs. Events containing more than one of those were very rare.y Therefore,
the used observables gave adequate information about the events.
On the other hand, for the parameter determination dierent regions of the CMSSM parameter
space are investigated. It is quite possible to have regions in which a higher number of {leptons or
b{jets is produced within the events. Therefore, version \b" of the three observables records more
information about the events by saving the average numbers of such tagged objects.
Supersymmetric events can contain higher numbers of jets. Therefore, with 5 and 6 there exist two
observables to record information about the number distribution of non{b{jets. The last observable is
the only kinematical information which is measured for the class events.
So far there are 85 observables. With the introduction of the covariance matrix in the following
section it is shown that one observable can be dropped without losing any information about the
events.
4.2. Covariance Matrix
The covariance matrix of the observables is needed to do a correct statistical comparison between
dierent parameter sets by calculating a 2. The calculation of 2 is explained in Chapter 5. Using
neural networks for the parameter determination, the knowledge of the covariance matrix is very useful
to improve the performance of the network as well as necessary for the calculation of the errors of the
determined CMSSM parameters.
There is only one kinematical observable in each of the event classes. Because of the mutual
exclusiveness of the classes, there are no correlations between the single kinematical observables.
Furthermore, the correlations between the counting observables can be clearly determined. In the
following, all variances and non{vanishing covariances are presented.
The variance of the rst observable, namely the number of events after cuts N , is
2(N) = N: (4.1)
The twelve event fractions nc=N are not independent from each other, as they sum up to one because
of the equation
P12
c=1 nc = N . As long as the total number of events after cuts is recorded, already
eleven fractions provide the same information as twelve. Instead of using the event fractions and the
total number of events, the twelve numbers of class events nc could be saved. However, the advantage
of using only one absolute number rather than twelve is the assignment of much lower systematical
errors for fractions within the parameter set comparison, as described in Section 5.2. In the following,
one non{vanishing event fraction can be dropped without loosing any information about the events.z
That means in total only 84 observables are left. Indeed, a consideration of all event fractions would
lead to a covariance matrix with linear dependent rows and columns. Such a matrix would have a
yb{quarks will nearly always occur in quark{antiquark pairs, but the probability that both members of such pairs
are not only taggable, but also tagged is rather low. Also, precisely because b{quarks almost always occur in pairs
distinguishing between events with one or two b{tags adds additional information only if there is a signicant number
of events with more than one bb pair in the nal state; such events are very rare in our scenarios. The same footnote
is included in [1].
zFor the neural networks, the fraction of events without charged leptons, n0l=N , is not included within the observables.
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vanishing eigenvalue and could not be inverted. This is explicitly shown in Appendix D.1.
The covariance between two fractions out of classes c and c0 is
cov
nc
N
;
nc0
N

= cc0
nc
N2
  nc nc0
N3
(c; c0 2 f1; 2; : : : ; 12g) : (4.2)
The covariance for same classes, i.e. c = c0, equals the variance for the particular event fraction nc=N .
In contrast, there is no correlation between the total number of events and the event fractions, i.e.
cov

N;
nc
N

= 0 (c 2 f1; 2; : : : ; 12g) : (4.3)
All other observables from dierent classes are not statistically correlated, meaning that a uctuation
of events in one class does not aect the events of other distinct classes. Furthermore, possible
\physical" correlations between dierent classes, meaning that the change of an input parameter
value would aect multiple observables from dierent classes, need not to be considered within the
covariance matrix.
Depending on version \a" or \b", the observables 2, 3 and 4 have dierent variances. For version
\a", in a particular class c the variances for the observables O2;c = nc; =nc; O3;c = nc;+=nc and
O4;c = nc;b=nc are
2(Oi;c) = Oi;c  (1 Oi;c)=nc (i 2 f2; 3; 4g) : (4.4)
In contrast, the variances for version \b" with the observables Oi;c = hoiic with o2 =  ; o3 = + and
o4 = b have the form
2(Oi;c) =
1
nc   1  (ho
2
i ic   hoii2c) (i 2 f2; 3; 4g) : (4.5)
In both cases there is obviously no correlation between the number of b{jets and {leptons. On the
other hand, the number of   and + within the class events would have some correlation if their
is a sizable number of events containing at least one  + pair. In the following, this correlation is
ignored because of two reasons. First, in most cases a {lepton is produced with the corresponding
{(anti)neutrino rather than in a  + pair. Second, in the cases a  + pair is produced, both
{leptons have to decay hadronically, pass the existing cuts and especially be tagged with each a
50% probability to be counted in both observables. If these requirements can be summarized in a
probability p to measure a  , the variances of the {observables would each be proportional to p ,
while the covariance between both would scale like p2 . Since p is relatively small, the resulting
covariance should be negligible. This assumption is explicitly conrmed for test statistics in Section
5.1.
The variances of the last three observables are calculated in the same way as equation (4.5). With
Oi;c = hoiic and o5 = j; o6 = j2; o7 = HT the variances are
2(Oi;c) =
1
nc   1  (ho
2
i ic   hoii2c) (i 2 f5; 6; 7g) : (4.6)
Lastly, the average number of jets and the average squared number of jets are correlated within a
given class. The corresponding covariance is
cov(hjic; hj2ic) = 1
nc   1  (hj
3ic   hjic hj2ic) (4.7)
with hj3ic being the average of the number of jets to the power of three. All other entries of the
covariance matrix are zero.
14
5. Usefulness of the Observables
The usefulness of the observables described in Chapter 4 is checked in this chapter. For this purpose,
they are used for the discrimination of the 283 degenerate pairs described in [5]. Arkani{Hamed et
al. could not distinguish these parameter set pairs using their comparison method with 1,808 mostly
kinematical observables. Consequently, if a large fraction of these pairs can be discriminated using the
described observables, this would indicate their usefulness for the determination of supersymmetric
parameters. The content of this chapter is published in [1].
To compare two data sets A and B, a 2 is dened in the following way:
2AB =
X
m;n
(OAm  OBm)V  1mn(OAn  OBn ) (5.1)
The double sum runs over all up to 84 relevant observables with OAm being the m{th observable of
data set A and OBm being the m{th one of data set B, respectively. Which of the observables are
relevant is described in Section 5.1. V  1 is the inverse of the covariance matrix V with entries
Vmn = cov(O
A
m; O
A
n ) + cov(O
B
m; O
B
n ) : (5.2)
The covariances of each parameter set are calculated as described in Section 4.2, whereas the diagonal
entries of V contain the added variances. Equation (5.2) then corresponds to adding the errors of A
and B in quadrature.
To quantify how similar two dierent data sets are the p{value is more praticable than 2AB. For a
proper 2{distribution the probability p of nding a 2 bigger than 2AB is
p =
1Z
2AB
f(z; nd)dz (5.3)
with f(z; nd) being the 
2 probability density function with
f(z; nd) =
z(nd 2)=2 e z=2
2nd=2  (nd=2)
(5.4)
and nd being the number of degrees of freedom. The number of degrees of freedom equals the number
of observables included in the sum in equation (5.1).  (nd=2) is the gamma function with the argument
nd=2. Equations (5.3) and (5.4) are only correct if 
2
AB was constructed from nd Gaussian random
variables. In the following section, the calculation of 2AB with the given observables and especially
the form of the covariance matrix given in Section 4.2 should be checked. This is done with some test
statistics. After that, the observables are used on the degenerate pairs to conrm their usefulness for
supersymmetric parameter determination.
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5.1. Test Statistics
In this section it is checked, if the 2AB from equation (5.1) using the given observables and covariance
matrix from Chapter 4 follows a proper 2{distribution. For this purpose, parameter sets are simulated
twice for dierent statistics and then compared to themselves. In practice this means that a particular
parameter set is simulated for a specic seed in Herwig++ in the context of the LHC with a center
of mass energy of 14TeV and an integrated luminosity of 10 fb 1. Now the same parameter set
is simulated a second time with a dierent seed in Herwig++. Both generated data sets are then
compared with equation (5.1) and the p{value is calculated with equations (5.3) and (5.4). If such a
comparison is done for multiple parameter sets, the resulting p{value distribution should be at, if
2AB follows a proper 
2{distribution and especially the covariance matrix is correct.
As a test sample 3305 parameter sets from reference [5] are used. As mentioned before, their
degenerate pairs fulll (SAB)
2 < 0:285 with (SAB)
2 being their variable to quantify the dierence
between two data sets A and B. Parameter set pairs with higher or equal values of (SAB)
2 are
denoted distinguishable, whereas their distinguishability grows with increasing (SAB)
2. The 3305
parameter sets are contained in the 4654 pairs being in the range 0:285  (SAB)2 < 0:44. So by
the criteria of [5], these pairs are still relatively hard to discriminate. The upper bound of the range
was determined by the wish of having a sucient number of parameter sets for the p{distribution of
the self{comparison, while at the same time respecting the limited, existing computing resources.
In the following, all 3305 parameter sets are each simulated twice with dierent statistics. The
parameter sets are then compared using either only the total number of events or one of the seven
other observables described in Section 4.1 (version \a" of the observables is used). As mentioned
before, the calculation of the p{values computed from the 2AB{values can only be correct if the used
observables follow Gaussian statistics. Looking at the total number of events N , this is satised for
all considered parameter sets, because for each set a suitable number of events pass the required cuts
described in Appendix B.
On the contrary, the other observables only follow a Gaussian distribution if they are each based on
enough class events. This can be claried with the following example. As mentioned before, there are
in general not many events with {leptons included in the parameter sets from [5]. As an example it
is assumed that on average only one in hundred class events contains at least one tagged, hadronically
decaying {lepton. In this case, it would not make much sense to compare the {observables of two
data sets for classes with only ten events, because in such classes normally no or at most one {lepton
is included. As a consequence, such a {observable would not follow Gaussian statistics. In particular,
this can be seen for the p{value which results from the comparison of the {observable of such a single
class for both data sets A and B. The p{value would mostly take one of two discrete values. In
this example, the fraction of  {events is picked as the {observable. The calculation of 2AB with
equation (5.1) for this comparison of the fraction of  {events for a single class c from two dierent
The given (SAB)2 range actually contains 4658 pairs and 3307 parameter sets, but with two sets problems occurred
simulating them with SUSY{HIT followed by Herwig++. The same footnote is included in [1].
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data sets A and B, generated from the same parameter set, would look like:
2AB =
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(5.5)
The variances of the fraction of  {events used in the rst line are from equation (4.4). In the second
line, the approximations nc;A  nc;B and nAc;  ; nBc;   nc;A are used, which follow from the fact
that the same parameter set is simulated for both data sets and the number of  {events is assumed
to be very low. If there are no  {events in class c, i.e. nAc;  = n
B
c;  = 0, then the numerator
as well as the denominator would become zero in equation (5.5). In particular, the added variances
within the square brackets in the rst line would be zero (leading to the zero in the denominator)
and a meaningful comparison of the observables would not be possible. This actually happens for a
few cases as can be seen later. If either nAc;  = 0 and n
B
c;  = 1 or vice versa, it leads to 
2
AB  1.
Furthermore, if nAc;  = 1 and n
B
c;  = 1 the resulting value would be 
2
AB ' 0.
The p{value distribution for such a comparison would then not be at, if the number of class events
nc is small and therefore the number of 
 {events in the class, nc;  , is in most cases either zero or
one. Using equations (5.3) and (5.4) with nd = 1 (i.e. one class is compared), there would be a peak
at p ' 1 resulting from 2AB ' 0 and another one at p  0:32 resulting from 2AB  1. This example
shows that it makes sense to require a minimal number of class events for each observable to insure
its Gaussian distribution and with that the correctness of the p{distribution for the parameter set
comparison. Only observables which fulll the imposed minimal number for their classes are in the
following considered in the calculation of 2AB with equation (5.1). Note that this is the reason why it
is not sensible to split up the events into too many classes, as mentioned earlier. For the same number
of events each class would on average contain less events and therefore the corresponding observables
would also be based on less events. If the numbers of class events are too low, the observables would
not follow (approximate) Gaussian statistics and could not be used in a meaningful calculation of the
p{value.
Table 5.1.: The minimal numbers ni;min are listed for our seven kinds of observables. For the fraction
of all events that belong to a given class, nc=N , at least one of the compared data sets A
and B has to fulll this condition. For all other observables both data sets have to contain
at least ni;min events in a given class c for Oi;c to be included in the calculation of 
2
AB.
Table taken from [1].
Observable ni;min
nc=N 10
nc; =nc 500
nc;+=nc 500
nc;b=nc 50
hjic and hj2ic 50
hHT ic 10
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Table 5.1 lists the minimal number of class events which are required for a given observable Oi;c.
They depend only on the kind of observable i 2 f1; : : : ; 7g and not on the class c. For the comparison
of the event fractions O1;c = nc=N for a particular class c, at least n1;min = 10 events are required
for one of the two data sets. In contrast, for all other observables always the classes from both data
sets have to contain at least the minimal number ni;min of events. The dierence is made, because
two dierent parameter sets can be distinguished well, if one of them has a high number of events in
a particular class while the other one has a low number. Especially the Gaussian statistics should be
acceptable in this case, because the error for both data sets calculated with equation (4.2) would be
dominated by the data set with the higher number of class events. On the other hand, the error of all
other observables should only be (approximately) Gaussian if the classes of both data sets include a
sucient number of events.
All minimal numbers are determined by comparing the 3305 parameter sets to themselves. This
is done by only looking at one particular observable at a time and calculating the 3305 p{values for
this observable using equations (5.1), (5.3) and (5.4). In each self{comparison up to twelve classes
are compared. The number of compared classes is obviously inuenced by the choice of the required
minimal number of class events. The minimal numbers are then chosen in such a way that the resulting
p{distribution is approximately at. As written in Table 5.1, the minimal numbers for the observables
O2;c = nc; =nc and O3;c = nc;+=nc are with n2;min = n3;min = 500 relatively high. This follows as
expected from the low number of {leptons in the considered parameter sets. Furthermore, for the
considered parameter sets most events are in the three classes with at most one lepton. Hence, the
observables from these classes tend to aect the calculation of 2AB the most.
Figure 5.1.: The p{value distribution of the self{comparison for the sample comprising 3305 parameter
sets. Only the total number of events after cuts, N , is included in the calculation of 2AB
and p. Figure taken from [1].
In the following, the single p{value distributions for the self{comparison of the 3305 parameter sets
are presented. Figure 5.1 shows the p{value distribution from only comparing the number of total
events after cuts N . Obviously, the distribution is not at and instead shifted to higher values of p.
This means that the compared parameter sets look more similar than they actually are. The origin
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for this bias is the way how the numbers of events after cuts for both data sets, NA and NB, are
created. As mentioned earlier, at rst 10,000 events for a parameter set are simulated to determine
the cross{section. This cross{section is now used for both data sets A and B to simulate each an
integrated luminosity of 10 fb 1. Before the application of the event cuts both data sets then have
obviously the same number of events NA = NB, which would lead to p = 1 for all self{comparisons
if the events before cuts would be compared. Since only a fraction of the events pass the cuts, the
distribution actually becomes relatively at for p  0:4. The bias could be removed, if instead of
simulating the same number of events for both data sets, the simulated number of events is each
picked from a Poisson distribution. The mean value of this distribution would be the number of
events for 10 fb 1 integrated luminosity calculated from the 10,000 event cross{section. As seen in
Figure 5.1, the bias is only aecting very low values in the p{distribution. Therefore we neglect it and
simulate the xed number of events as described. For the consideration of the degenerate pairs this
approach is conservative, because the p{value tends to be bigger. Furthermore, for the determination
of the CMSSM parameters with neural networks this bias does not appear at all, because there every
parameter set is simulated with a dierent seed in Herwig++.
Figure 5.2.: The p{value distribution of the self{comparison for the sample containing 3305 parameter
sets. Only the fraction of events in a given class containing an identied   (left) or +
(right) is included in the calculation of p. On average 2.8 classes satisfy the requirement
nc  500 (see Table 5.1) and are thus included in the denition of 2AB. The number of
entries are slightly smaller than 3305, since a pair of data sets for a given set of input
parameters is excluded if all variances (of the considered observables) in the compared
classes vanish for both data sets or if no class fullls the nc  500 requirement. Figure
taken from [1].
Figure 5.2 shows the p{value distributions for the fraction of events containing a tagged   and
+, respectively. The distributions are overall at except for having peaks at certain positions. As
mentioned earlier, the peak at p  0:32 arises from the comparison of only one class containing one
 in the rst and no  in the second data set. Similarly, the peak at p ' 1 originates from the
comparison of data sets which have in all classes the same number of tagged {leptons. The peaks are
more pronounced for the  {event fractions than for the +{event fractions. As said, the overall cause
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for the peaks is the low number of {events. This is more acute for the negatively charged {leptons,
since the LHC has a positive electrical charge in the initial state and the minimal number of required
class events n2;min = n3;min = 500 are the same for 
  and +. Furthermore, both distributions in
Figure 5.2 have each less than 3305 entries. The reason for that is that pairs which do not have any
tagged hadronically decaying {leptons in their data sets are not compared, because the numerator
as well as the denominator in equation (5.1) vanishs. Additionally, there are also some data set pairs
which do not include any common class with nc  500 events.
Although the distributions in Figure 5.2 are not perfectly at, they are acceptable. The peak at
p ' 1 leads again to a by trend more conservative discrimination of the degenerate pairs. On the
other hand, the peak at p  0:32 probably undervalues the true p{value for the situation that one
data set contains one tagged {lepton while the other one does not. This is explained in Appendix
D.2. Overall, these peaks do not aect the calculation of 2AB including all observables by too much,
as can be seen later. The reason for that is that they only occur for parameter sets with very low
numbers of tagged {leptons and in such a case the contribution of the {observables in equation (5.1)
is not too high.
Figure 5.3 shows the p{value distributions for the other ve observables doing the self{comparison
with the minimal numbers listed in Table 5.1. The average number of jets and the average squared
number of jets are combined in one distribution to also verify their correlation. As seen, all distribu-
tions are overall at, which conrms the corresponding variances and covariances in Section 4.2.
Finally, Figure 5.4 shows the p{distribution for the self{comparison of the 3305 parameter sets using
all observables. On average 40 out of 84 observables are compared for each data set pair. The shown
distribution is overall at. This conrms the choice for the minimal numbers listed in Table 5.1 and in
particular the correctness of the calculation of 2AB and p with equations (5.1), (5.3) and (5.4) as well
as of the covariance matrix described in Section 4.2. Furthermore, as expected, the deviations seen in
the single p{distributions of the total number of events after cuts N as well as of both {observables do
not signicantly distort the common p{value. In the following, the p{value can be used to discriminate
the degenerate pairs in a statistical valid manner.
5.2. Discrimination of the Degenerate Pairs
In the previous section, the statistical correctness of the used observables and covariance matrix in
the context of the calculation of 2AB and p was demonstrated. In this section, the usefulness of the
chosen observables for the determination of supersymmetric parameters should be shown. To do so,
the observables are used to try to distinguish between the 283 degenerate pairs described in [5]. As
mentioned before, Arkani{Hamed et al. failed within their comparison method to discriminate between
the 10 fb 1 measurement signatures of the parameter sets composing these pairs, in the context of the
LHC with a center of mass energy of 14TeV. If a signicant number of these pairs could be disentangled
with the use of the observables described in Section 4.1, this would indicate their usefulness for the
determination of supersymmetric parameters.
The 283 degenerate pairs contain 384 dierent parameter sets.y Doing the comparison between
two parameter sets A and B in a realistic case, one of them would be a measurement and the other
one a simulated prediction. The dierence is that a prediction can be simulated with an in principle
yIn almost all 384 parameter sets, which compose the degenerate pairs from [5], the lightest neutralino is the LSP.
However, there are four sets with a dierent LSP, namely the lighter ~{eigenstate. Such a parameter set can easy
be discriminated from a parameter set which has the neutralino as LSP, when a search for stable, charged particles
is done. Note that the degenerate pairs including one of these four parameter sets can be distinguished in the
following, using only the described comparison method with the 84 introduced observables. There is no degenerate
pair including two of these sets.
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Figure 5.3.: The p{value distribution of the self{comparison for the sample with 3305 parameter sets.
Either only the average class fractions nc=N (top left), the average number of class events
containing at least one identied b{jet (top right), the average number of jets hjic and
average squared number of jets hj2ic (bottom left), or the kinematical observable hHT ic
(bottom right) is included in the calculation of 2AB and p. The required minimal numbers
are listed in Table 5.1. On average 8.1 classes have at least ten events for one of both
data sets, 7.8 classes include at least ten events for both data sets and 5.9 classes have at
least 50 events for both data sets.
unlimited precision by generating a high enough number of events. To that end the prediction would
give the true expectation values of the 84 observables for the chosen parameter set. On the other hand,
the statistical uncertainty of the measurement is determined by the measured integrated luminosity, in
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Figure 5.4.: The p{value distribution of the self{comparison for the sample containing 3305 parameter
sets, including all relevant observables. On average around 40 observables are compared
for a pair of data sets. Figure taken from [1].
our case 10 fb 1 of data. In the following, data sets of a measurement and a prediction are compared,
which is in contrast to [5], where data sets of two measurements were compared. Respecting the
available computing resources, it is not possible to simulate the predictions with a completely vanishing
uncertainty. Instead, the predictions are based on an integrated luminosity of 100 fb 1, which makes
their uncertainties nearly (also not completely) negligible.
In the comparison of the degenerate pairs, parameter sets A and B are emancipated, i.e. it is not
dened which parameter set belongs to the measurement and which one belongs to the prediction.
In principle a specic choice should not substantially inuence the result of the comparison of the
parameter sets. The reason for that is that a specic choice would only make a dierence, if for the
same integrated luminosity the statistical uncertainties for the compared observables of both data
sets dier signicantly. But in such a case also the values of the observables should normally dier
signicantly, which then should make sure that they actually can be distinguished independent of the
specic choice of measurement and prediction. However, to have a clear rule for the comparison of
the parameter sets the covariance matrix from equation (5.2) is symmetrized under the exchange of
A and B in the following way:
Vmn =
cov(OAm;10; O
A
n;10) + cov(O
B
m;10; O
B
n;10)
2
+
cov(OAm;100; O
A
n;100) + cov(O
B
m;100; O
B
n;100)
2
+ mn
 
k(syst)m
OAm;10 +O
B
m;10
2
!2
(5.6)
This is the average of the covariance matrices which are formed by comparing a measurement A to a
prediction B and the other way around. The subscript \10" stands for a 10 fb 1 measurement and the
\100" for a 100 fb 1 prediction, respectively. This means that the rst term expresses the statistical
errors for the measurements and the second term the in our case not completely vanishing statistical
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errors for the predictions. Here has to be noted that the total number of events after cuts as an
absolute value is treated dierently than the other observables. The predicted expectation values of
the other (relative) observables do not depend on the integrated luminosity. In contrast, the prediction
of the total number of events as well as its corresponding variance has to be divided by ten to allow
a comparison to the measurement. Furthermore, compared to equation (5.2) there are additional
systematic errors located at the diagonal entries of the covariance matrix formed with equation (5.6).
Systematic errors are treated in the same way as in [5] to insure comparability of the results as
much as possible. The factor k
(syst)
m xes the systematic error of the m{th observable to be a certain
fraction of the measured observable value. For the total number of events after cuts N as being an
absolute number, the factor is picked in [5] to be k
(syst)
N = 0:15. This systematic uncertainty of 15%
includes the theoretical error on the calculation of the cross{section as well as the experimental error
on the measurement of the integrated luminosity. The systematic errors of all other observables as
being fractions are chosen to be much smaller. Reference [5] xes the errors of those to be each 1%,
having a factor k
(syst)
m = 0:01.
In the following, the 2AB of the degenerate pairs are calculated using equations (5.1) and (5.6).
The relevant observables for the double sum are determined by requiring the corresponding minimal
numbers of class events in Table 5.1, whereas the total number of events after cuts is always compared.
After that, the belonging p{value is calculated with equations (5.3) and (5.4).
On average around 32 out of 84 observables are compared for the degenerate pairs. This number
is lower than for the self{comparison of the 3305 parameter sets in Section 5.1, which was around
40. Comparing data sets generated from the same parameter set should make it more likely that
for a specic observable both classes fulll the required minimal numbers in Table 5.1 at the same
time. On the other hand, for data sets simulated from dierent parameter sets it is not naturally that
this happens at the same time. Therefore, on average less observables are included in the calculation
of 2AB for dierent parameter sets. Furthermore, on average 25,000 events pass the selection cuts
described in Appendix B. As before for the self{comparison, most of these events include no or one
lepton (electron, muon and corresponding antiparticles) and are therefore mostly located in the three
corresponding lepton classes.
In the following, the discrimination of the degenerate pairs is considered for the four dierent
combinations of the (non{)inclusion of systematic errors and Standard Model background. At the
end, the usefulness of the observables is discussed.
5.2.1. Discrimination without Standard Model Background
In this subsection no Standard Model background is considered for the comparison of the degenerate
pairs. Without the consideration of systematic errors, i.e. all k
(syst)
m = 0 in the covariance matrix from
equation (5.6), all degenerate pairs can be distinguished with a 95% condence interval, meaning all
determined p{values satisfy p < 0:05. The mean value for all pairs is p = 6:8  10 5. Note that also
in [5] the distinction of parameter sets was dened with an in their method estimated 95% condence
interval.
In the following, systematic errors are included as described in the beginning of this section. This is
the same combination (systematic errors but no background) as the one used in [5]. The comparison
leads to 23 indistinguishable pairs with p{values higher than 0.05. On the other hand, still most of the
pairs, meaining 260, can be discriminated using the described comparison method. Especially, these
260 pairs could not be distinguished in reference [5]. The resulting mean value is p = 0:038.
To better understand the p{distribution, we consider the quantity (PAB)
2 from [5] which is dened
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as
(PAB)
2 =
1
npara
nparaX
i=1

PAi   PBi
PABi
2
: (5.7)
PAi and P
B
i are the i{th parameter of the parameter sets A and B, respectively. The number of
compared parameters is labeled npara and P
AB
i = (P
A
i + P
B
i )=2 gives the average value of the i{
th parameter for both parameter sets. (PAB)
2 can take values in the range [0; 4], because all
15 parameters in the considered supersymmetric model have positive values. For small values, the
quantity gives approximately the quadratic relative dierence between the parameters of A and B,
meaning that (PAB)
2 = 0:01 would correspond to a dierence of around 10% between the parameters
of both sets.
Figure 5.5.: The total parameter dierence (PAB)
2 dened in equation (5.7) including all 15 pa-
rameters versus the p{value for the 283 pairs deemed indistinguishable in reference [5],
including systematic errors. The p{value is shown on a linear (left) and logarithmic scale
(right); in the latter case, pairs with with p < 10 4 are not shown. Figure taken from [1].
Figure 5.5 shows the p{value distribution with their corresponding (PAB)
2{values, comparing all
15 parameters of the sets A and B. The smaller the value of (PAB)
2 is, the more similar are both
parameter sets. Therefore one could expect that in general small values of (PAB)
2 go along with
big values of p and the other way around. Looking at Figure 5.5, this expectation is not fullled. It
rather seems that there is no clear correlation between the values of (PAB)
2 and p. In particular this
means that there are parameter sets with only small dierences, but which still produce quite dierent
measurement signatures. For example, this could be the case if a small change of a certain mass would
open or close an important decay channel, which in the following would strongly change the produced
measurement signature. In contrast, there are pairs with relatively big parameter dierences, but
which still cannot be distinguished. In Figure 5.5 all parameters of both sets are compared. However,
not all parameters are equally responsible for the dierences in (PAB)
2. Certain parameters like
the gluino mass or squark masses can be distinguished better between two parameter sets than other
parameters like, for example, tan which can be discriminated much worse. More details on that can
be found in [1].
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5.2.2. Discrimination with Standard Model Background
In this subsection Standard Model background is added to each generated data set from the 384
parameter sets making up the 283 degenerate pairs. The considered backgrounds are productions of
Z+jets,W+jets and tt as well as single top production. The rst three backgrounds are simulated only
using Herwig++, while for the last one the programs MadGraph [14] as well as Herwig++ are used. For
the backgrounds Z + jets and W + jets only leptonic decays of W and Z, respectively, are simulated,
because only those have a chance to pass cuts on the missing transverse momentum described in
Appendix B. Furthermore, W and Z are required each to have a minimal transverse momentum of
100GeV at the parton level. Because almost all events with a lower transverse momentum for the
boson should also not pass the required missing transverse momentum cut. Practically, it changes
the background after cuts only negligible, but reduces the number of events necessary to be generated
signicantly. Note that all background (as well as signal) events are only considered to leading order
in perturbation theory.
For an integrated luminosity of 10 fb 1, in total 29,052 background events pass the selection cuts
which is of similar size as the average number of signal events with around 25,000. Less than 0:2%
of the simulated background events pass the imposed selection cuts. Note that the total cross{section
for the considered backgrounds were already reduced by the 100GeV requirement on the transverse
momentum of the W and Z as well as the consideration of only leptonic decays. Since practically all
of these non{considered events should not pass the cuts, the total cut eciency is even much lower.
The comparison between the 30% supersymmetric and the less than 0:2% SM events, which pass the
implied cuts, shows the satisfying quality of the cuts. Likewise, 293,875 background events remain
after cuts for an integrated luminosity of 100 fb 1. As mentioned in the beginning, the backgrounds
are each added to the measurements and predictions of the parameter sets, i.e. they are added to the
observable values and also considered in the covariance matrix. Most of the background events which
pass the event cuts result from top pair and single top production followed by W + jets and Z + jets.
Furthermore, with the inclusion of the background events it is not feasible anymore to use the
minimal numbers in Table 5.1 as a requirement for the comparison of the observables. Instead, in
the following at least a \3{signal" is required for an observable to be compared, meaning that the
number of supersymmetric class events should be at least three times greater than the square{root
of the number of background events in the corresponding class. As before, for the fraction of class
events only one data set has to fulll this requirement and for all other observables the classes of both
data sets. Similarly, the total number of supersymmetric events after cuts has to be at least three
times greater than the square{root of the total number of background events after cuts for one of the
compared data sets to include this observable in the comparison. This last requirement is fullled for
all degenerate pairs.
For the consideration of SM background without systematic errors only one degenerate pair has a p{
value greater than 0.05 and therefore cannot be distinguished. The resulting mean value is p = 0:0030.
The inclusion of systematic errors increases the number of indistinguishable pairs to 46 for a 95%
condence interval with an average p{value of 0.079. That means, even with the consideration of SM
background and systematic errors, still most of the 283 degenerate pairs can actually be discriminated.
5.2.3. Conclusion for the Observables
Table 5.2 gives an overview about the results of the comparison of the 283 degeneate pairs from [5]
for the dierent combinations of systematic errors and Standard Model background in the context
of a LHC with a center of mass energy of 14TeV and an integrated luminosity of 10 fb 1 for the
measurement. With the same assumptions as reference [5], i.e. with systematic errors but no SM
background, 260 of the 283 as indistinguishable marked pairs can actually be discrimated within the
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Table 5.2.: Number of pairs of parameter sets with p > 0:05, out of the 283 pairs deemed indistinguish-
able in [5], for dierent levels of sophistication of our analysis (with or without systematic
errors and Standard Model backgrounds). The mean and median values of p for all 283
pairs are also given. Table taken from [1].
Syst. Errors Backgrounds no. of pairs with p > 0:05 p median p
No No 0 6:8  10 5 3:6  10 146
Yes No 23 0:038 1:1  10 36
No Yes 1 0:0030 2:6  10 79
Yes Yes 46 0:079 1:4  10 13
described comparison method. Especially, this means that the 84 observables introduced in Chapter
4 seem not only to be useful for the discrimation of two dierent supersymmetric parameter sets but
also be suitable for the direct determination of supersymmetric parameters from a LHC measurement.
Looking at the results in Table 5.2, the eect of including systematic errors seems to be more severe
than the one of including SM background. In particular, this can be seen at the changes of the median
value of p. The median p{value including none of both rises after the inclusion of just systematic errors
by a factor of 10110, compared to 1067 if just SM background is considered. If both are included, it
increases by a factor of 10133, but even then it is still relatively small with 1:4  10 13. This shows in
the fact that still most degenerate pairs can be distinguished.
It has to be noted that the considered supersymmetric parameter sets have relatively big cross{
sections and as a consequence, the backgrounds are less troubling for the data set discrimination.
Furthermore, systematic errors have to be understood well on the experimental as well as on the
theoretical side to allow a successful parameter determination.
In the following parameter determination with neural networks neither systematic errors nor Stan-
dard Model backgrounds are considered. However, the same selection cuts, which are described in
detail in Appendix B, are applied to reduce the SM background to a manageable level. The general
goal is to examine the performance of neural networks for parameter determination. As seen, the
described observables are also useful after the inclusion of backgrounds and systematic errors. There-
fore if the neural network method shows in general a good performance without them, then it should
also still perform well with them, although then giving bigger errors for the determined parameters.
Especially, experimental systematic errors can only be determined in a proper way by the consid-
ered experiment. Furthermore, probably also the used selection cuts can still be optimized for the
respective considered supersymmetric parameter region.
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In the rst part of this chapter the general construction of a neural network for the CMSSM parameter
determination is described. The second part of this chapter introduces the four investigated regions of
the CMSSM parameter space. Furthermore, measures to improve the performance of a neural network
are described, in particular to handle the statistical uctuations of the measured observables. Finally,
two dierent methods for the determination of the CMSSM parameter errors including the correlations
are explained. The content of this chapter is published in [2].
6.1. General Neural Network Construction
In this section, the general construction of a neural network is described. General information about
neural networks can be found in [15]. The presented neural network is designed for 84 input values cor-
responding to the 84 measured observables and four output values corresponding to the four CMSSM
parameters. The neural network should imitate the function going from the measured observables to
the searched associated CMSSM parameters. In the beginning, the neural network is a function tem-
plate with a specic number of free parameters. These parameters are set during a learning procedure
to imitate the searched function between the input and output values. In this procedure, the neural
network is trained with sets of known input and output values. The training sets consist each of the
84 observables (input), measured for the simulation of certain values of the four CMSSM parameters
(output). The resulting neural network should be able to compute the unknown CMSSM parameters
belonging to a specic measurement with certain errors, if the training sets are a proper representation
of the investigated CMSSM parameter space.
6.1.1. Layout
Figure 6.1 shows the layout of a neural network with two weight layers in between three neuron
layers. A neuron is an entity which processes an input value to an output value, as is illustrated
on the right side of Figure 6.1. The shown network has 84 input values, one for each measured
observable (version \b" of the observables described in Section 4.1), and four output values, one for
each CMSSM parameter (the sign of  is set positive). The rst neuron layer, i.e. the input layer,
contains 85 neurons, one for each input value xi with i = 1; : : : ; 84 and an additional one having a
xed output value x0 = 1. The output values of the input neurons equal their input values, i.e. the
neuron processing function is just the identity function. The input values xi with i = 1; : : : ; 84 are
each normalized values of the measured observables, as described later in Subsection 6.1.2.
The intermediate neuron layer includes a so far not determined number v + 1 of \hidden" neurons.
There are v hidden neurons with input values z1; : : : ; zv and as before, an additional one with a xed
output value equal to one. The number of hidden neurons determines the number of free parameters
of the neural network. The network can represent a more complex function with an increasing number
of hidden neurons.
At the end instead of using one neural network for all four CMSSM parameters actually four neural networks each for
one CMSSM parameter are used, as described later in Subsection 6.2.2.
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Figure 6.1.: Neural network with two weight layers (left). The squares represent the neurons with
constant output and the circles the neurons with varying output depending on the network
input. The circles of one layer are connected with all neurons of the previous layer. Each
connection is weighted dierently, e.g. the connection between the rst input neuron and
the second hidden neuron has the weight w
(1)
21 . A single neuron (right) processes an input
value x to an output value h(x). Here, the processing function h is the identity h(x) = x
for the input and output neurons and the hyperbolic tangent h(x) = tanh(x) for the
hidden neurons. Left gure taken from [2].
The last neuron layer, i.e. the output layer, includes four output neurons with values y1; : : : ; y4.
Similar to the rst layer, the input and output values for the output neurons are the same, meaning
that the identity is the processing function. At the end, a normalization is applied on the output values
yielding to the CMSSM parameters, as explained in Subsection 6.1.2. Note that in the following, input
neurons are labeled with i, j, hidden neurons with a, b and output neurons with r, s.
There are two weight layers located between the three neuron layers. The weight layers consist of the
connections between the single neurons. In the rst weight layer, which is located between the input
and hidden neuron layer, each input neuron is connected with all hidden neurons expect for the zeroth
hidden neuron which has a xed output value. The connection between the a{th hidden neuron and
the i{th input neuron is weighted with the weight w
(1)
ai with a = 1; : : : ; v and i = 0; : : : ; 84. Similarly,
in the second weight layer all hidden neurons are connected to all output neurons. The connections
are weighted with the weights w
(2)
ra with r = 1; : : : ; 4 and a = 0; : : : ; v. The weights in the rst
and second weight layer are the free parameters of the neural network function. As mentioned, their
number is obviously xed by the number of hidden neurons. Their values are determined with the
learning procedure described in Subsection 6.1.3.
The neural network processes the 84 input values by computing the hidden neuron values which are
then used to calculate the values of the four output neurons. The input value za of the a{th hidden
neuron with a = 1; : : : ; v is calculated with the weighted sum over all connected input neurons with
za =
84X
i=1
w
(1)
ai xi + w
(1)
a0 =
84X
i=0
w
(1)
ai xi : (6.1)
The output value of the a{th hidden neuron is then tanh(za). The hyperbolic tangens function is used
as processing function for the hidden neurons to enable the neural network to imitate an arbitrary
function (using a high enough number of hidden neurons). This should follow from the fact that the
hyperbolic tangens function has a linear behavior for small jzaj and a binary behavior for big jzaj,
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as can be seen in Figure 6.2. Note that in general such an imitation works only for the considered
parameter region. Leaving this region, it is obviously not guaranteed that the network function still
gives correct outputs. In other words, with a neural network a searched function can be interpolated
but not necessarily extrapolated.
In the same way the input value yr of the r{th output neuron is calculated with the weighted sum
over all connected hidden neurons with
yr =
vX
a=1
w(2)ra tanh(za) + w
(2)
r0 =
vX
a=0
w(2)ra tanh(za) : (6.2)
The zeroth hidden neuron has the xed output value tanh(z0) = 1. Note that the xed output of this
neuron allows the adding of a constant value, w
(2)
r0 , in the searched function between the input and
output values. As said before, the output values of the output neurons equal their input values.
Figure 6.2.: The shape of the tangens hyperbolic function.
6.1.2. Normalization and First Weights
The 84 measured observables are not directly used as input values for the neural network, but instead
at rst normalized. This normalization permits an adequate rst choice of the neural network weights,
which in general should lead to a shorter learning process, as explained in the following. The rst
values of the weights should be unbiased to prevent the favorization of any learnable function. Such
a neutrality is only possible if the order of magnitude of the input values is known. This order of
magnitude is determined by the behavior of the tangens hyperbolic processing function which is used
within the hidden neurons. As can be seen in Figure 6.2, the tangens hyperbolic function has a linear
behavior for small input values. For larger values it has a binary behavior. In the beginning, neither
the linear nor the binary range should be preferred. Therefore, the input values of the hidden neurons
should be on the order O(1). As a consequence, the observables are each normalized to input values
on the order O(1). This is done by determining the mean value Otgi and the variance (
tg
i )
2 over all
N training sets for each observable Oi with i = 1; : : : ; 84. If O
n
i is the observable value for the n{th
29
6. Creation of the Neural Networks
training set with n = 1; : : : ; N , the expressions for Otgi and (
tg
i )
2 are:
Otgi =
1
N
NX
n=1
Oni (6.3)
(tgi )
2 =
1
N   1
NX
n=1
(Oni   Otgi )2 (6.4)
The normalized input value xni corresponding to the observable value O
n
i is then calculated with the
formula
xni =
Oni   Otgi
tgi
: (6.5)
The mean value of the xni over all training sets equals zero and the corresponding variance equals
one, i.e. the input values are on the order O(1) as desired. The described normalization can also be
understood as using equation (6.5) as a processing function in the i{th input neuron (instead of the
identity function) and feeding the neuron with the normal observable value.
Since the tangens hyperbolic functions in the hidden neurons naturally have output values on the
order O(1), also the input values of the output neurons should be on the order O(1). This is done in
the same way as for the input neurons by determining the mean value rtg and the variance (tgr )2 over
all training sets for each CMSSM parameter r with r 2 fm0; m1=2; tan; A0g (corresponding to the
previously used output neuron labels r = 1; : : : ; 4). With rn being the CMSSM parameter value of
the n{th training set it follows:
rtg =
1
N
NX
n=1
rn (6.6)
(tgr )
2 =
1
N   1
NX
n=1
(rn   rtg)2 (6.7)
The (inversely) normalized output value ynr is then
ynr =
rn   rtg
tgr
: (6.8)
Again this can be understood as using the inverse of equation (6.8) as processing functions for each
output neuron instead of the identity function. Note that the normalizations are determined by
only considering the training sets but that they are applied on every network input and output.
This requires that the training sets are a good representation of the considered CMSSM parameter
region. Furthermore, the normalization for each measured observable is done independently, i.e. the
correlations between the observables, which are described in Section 4.2, are not considered. Instead,
the correlations are taken into account in the preparation of the training sets, as described later in
Subsection 6.2.2.
With the normalization of the input and output values of the neural network the rst values of the
weights can be chosen appropriately. The weights in both weight layers are each picked from Gaussian
distributions around zero, because neither positive nor negative values are preferred in the beginning.
As required before, the values on the input as well as output side should be for both weight layers
on the order O(1). Since each hidden neuron (except for the zeroth one) is connected to all 85 input
neurons, the Gaussian distribution for the rst layer has a variance equal 1=85. Similarly, the variance
of the Gaussian distribution in the second weight layer is chosen to be 1=(v + 1). These choices are
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veried in Appendix D.3.
6.1.3. Learning Procedure
The goal of the learning prodecure is that the neural network determines the unknown CMSSM
parameter values of a measurement. For this purpose, the neural network has to learn the mapping
between the measured observables and the corresponding CMSSM parameters in the investigated
parameter space. The network is trained with sets of known input (measured observables) and output
values (CMSSM parameters). In a learning step the network is fed with the input values of the
training sets to calculate the corresponding network output values, using the present weight values.
The calculated output values are compared with the known, correct output values of the training sets
in the following. Since the output values of the training sets should be reproduced, the weights are
changed appropriately to reduce the dierence between the calculated and the correct output. As a
consequence, the neural network can reproduce the training sets better and better with an increasing
number of learning steps. In particular if the network has enough free parameters, the training sets
can be memorized and reproduced exactly. But such a memorization should be connected with a
loss of generality, meaning that sets which are not included in the training sets would in general be
determined worse. Therefore it is necessary to have some control sets which are not included in the
training of the neural network to ensure that the parameters of a previous unseen measurement would
be determined \optimally".
Just like the training sets, control sets are sets of known input and output values. In contrast to
training sets, they are not used for the improvement of the weights in the learning steps. After each
learning step, it is examined how well the control sets are reproduced by the current neural network.
The learning procedure is stopped when the control sets are reproduced the best. As long as the
control sets are like the training sets a proper representation of the investigated CMSSM parameter
region, this ensures an optimal generality of the neural network function.
The quality of the reproduction of the control sets can be quantied with the normalized control
error
~F =
vuuuuuut
MP
n=1

~yn   ~kn
2
MP
n=1

~k   ~kn
2 : (6.9)
Here,M is the number of control sets, the vector ~yn includes the four calculated network output values
for the input values of the n{th control set, the vector ~kn contains the correct output values, and the
vector
~k is the mean value calculated over all correct control output values with
~k =
1
M
MX
n=1
~kn : (6.10)
The control error is calculated after each learning step and the optimal neural network function is
achieved at the (global) minimum of the control error. Further learning steps would lead to an in-
creasing control error, since the better reproduction of the training sets should corrupt the general
parameter determination and therefore worsen the control set reproductions. A training error cal-
culated with equation (6.9) for the training sets would in contrast monotonously decrease with an
increasing learning step number. Note that also before the global minimum is reached the control
error is not a monotonously decreasing function, because a better reproduction of the training sets
does not necessarily come along with a better reproduction of the control sets in every learning step.
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The described behavior of the control and training errors for a neural network is shown in Figure 6.3.
Figure 6.3.: Error evolution of a neural network with 20 hidden neurons for the parameter m1=2 of
reference point 3, which is later introduced in Subsection 6.2.1. The blue triangles show
the normalized training error and the red dots the corresponding normalized control error.
The minimum of the control error is reached with 0.136 at learning step 107. Figure taken
from [2].
The improvement of the weights in each learning step is done with the \conjugate gradient" algo-
rithm. The procedure is described in detail in Appendix C.
6.2. Neural Networks for Parameter Determination
In this section, the four dierent CMSSM parameter regions which are investigated are described. For
each region a reference point is introduced whose parameters should each be determined using neural
networks. The results are described in Section 7.1. Furthermore, the used training and control sets
are listed in the following. Afterwards it is explained, how the performance of the neural networks
can be improved by understanding the statistical uctuations of the measured observables. To do
so, the covariance matrix of the observables, which is introduced in Section 4.2, is used. At the
end, the variances and covariances of the observables are also used to compute the errors including the
correlations of the determined CMSSM parameters. Two dierent methods for the error determination
are explained.
6.2.1. Reference Points, Training and Control Sets
The determination of the CMSSM parameters is examined for four dierent reference regions of the
CMSSM parameter space to obtain a comprehensive overview about the performance of the neural
networks for dierent measurement signatures. The in Chapter 4 described observables are used as
input. Each reference measurement should have around 1,000 events after cuts for an integrated
luminosity of 10 fb 1. The reference points are:
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Table 6.1.: CMSSM input parameters and selected superparticle and Higgs boson masses for the four
reference points. All mass parameters are in GeV. Note that rst and second generation
sfermions with the same gauge quantum numbers have identical masses. Moreover, m ~dL '
m~uL in these scenarios, while m ~dR ' m~uR , and m~ ' m~eL . Similarly, m~1 ' m~02 in
all cases, while m~04 ' m~2 are about 10 to 30 GeV above m~03 . Finally, in all cases
mH ' mA ' mH . Table taken from [2].
Point 1 Point 2 Point 3 Point 4
m0 150 2000 1000 400
m1=2 700 450 600 700
tan 10 10 10 30
A0 0 0 1500 0
m~g 1570 1133 1407 1578
m~uL 1437 2171 1575 1483
m~uR 1382 2161 1541 1430
m~b1 1322 1816 1402 1323
m~b2 1371 2145 1529 1377
m~t1 1118 1384 1168 1145
m~t2 1357 1824 1414 1366
m~eR 306 2005 1024 480
m~eL 494 2015 1074 616
m~1 298 1988 1010 414
m~2 494 2007 1068 606
m~01 291 187 249 293
m~02 551 344 468 555
m~03 848 463 668 830
mh 116 116 114 117
mA 969 2040 1244 889
1) m0 = 150GeV, m1=2 = 700GeV, tan = 10 and A0 = 0GeV
2) m0 = 2000GeV, m1=2 = 450GeV, tan = 10 and A0 = 0GeV
3) m0 = 1000GeV, m1=2 = 600GeV, tan = 10 and A0 = 1500GeV
4) m0 = 400GeV, m1=2 = 700GeV, tan = 30 and A0 = 0GeV
The Higgsino parameter  is positive for all four points. These points are chosen to be just beyond the
current exclusion limits for the CMSSM [3]. Table 6.1 shows the four mass spectra of the superparticles
and Higgs bosons. Note that a Higgs mass close to 125GeV is not required, although a (more and more)
Higgs{like boson with this mass was recently discovered at the LHC [16]. Requiring this mass would
obviously constrain the allowed parameter space and therefore in general support the determination
of the CMSSM parameters. But in this thesis, it should be shown that the parameter determination
using neural networks with the described observables alone leads to compelling results for qualitevely
dierent regions of the parameter space, without taking any other constraints into account. Therefore
it is also not important whether the considered points are already excluded. Note that for all four
reference points the lightest neutralino ~01 is the LSP.
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Reference point 1 has a low value for the scalar mass parameter m0, which leads to small slepton
masses, as can be seen in Table 6.1. Because of these small masses, ~02 decays with a branching ratio
of around 46% directly into a charged slepton and lepton (and with around 50% in a sneutrino and
neutrino). Furthermore, ~1 decays with around 97% into either a charged lepton and a sneutrino or a
charged slepton and a neutrino. A produced charged slepton then decays to its corresponding lepton
(and normally a ~01). The decays of left{handed squarks frequently lead to the production of ~
0
2 and
~1 . Furthermore, squarks are produced in most gluino decays. Since in most initial states gluinos,
left{handed squarks, ~02, ~

1 or charged sleptons are produced, the events of point 1 should include a
relatively high number of charged leptons. This can also be seen in Table 6.2, which lists the event
distribution within the twelve distinct lepton classes introduced in Section 4.1.
Table 6.2.: Distribution of class events in percent into the twelve mutually exclusive lepton classes with
their statistical errors for an integrated luminosity of 10 fb 1, for the four reference points.
The numbers were determined from 500 fb 1 of simulated data. Table taken from [2].
Class Point 1 Point 2 Point 3 Point 4
1. 0l 46:6 2:1 47:1 2:1 54:3 2:2 61:2 2:5
2. 1l  12:2 1:1 16:2 1:2 15:0 1:1 12:4 1:1
3. 1l+ 18:0 1:3 16:9 1:3 16:8 1:2 15:5 1:3
4. 2l  1:6 0:4 2:8 0:5 1:7 0:4 1:3 0:4
5. 2l+ 3:9 0:6 3:3 0:6 2:2 0:4 1:9 0:4
6. l+i l
 
i 7:7 0:8 4:3 0:6 3:2 0:5 2:8 0:5
7. l+i l
 
j; j 6=i 3:5 0:6 5:0 0:7 3:8 0:6 2:9 0:5
8. l i l
 
j l
+
j 1:9 0:4 1:4 0:4 0:9 0:28 0:6 0:25
9. l+i l
+
j l
 
j 3:4 0:6 1:4 0:4 1:0 0:3 0:7 0:27
10. l i l
 
j l

k; k 6=j;i for + 0:1 0:10 0:5 0:22 0:3 0:16 0:2 0:14
11. l+i l
+
j l

k; k 6=j;i for   0:2 0:14 0:5 0:22 0:3 0:16 0:3 0:17
12. 4l 0:8 0:27 0:6 0:24 0:5 0:21 0:2 0:14
Unlike the rst point, reference point 2 has a high value of m0 being much bigger than the gaugino
mass parameter m1=2. As can be seen in Table 6.1, the masses of squarks and sleptons are similar for
this point with ~t1 being by far the lightest sfermion. Here, the gluino (being lighter than the sfermions)
decays mostly in three particles including a quark, an antiquark and either a neutralino or a chargino,
i.e. gluino decays lead quite often to the production of ~02 and ~

1 (The allowed gluino two{body decays
into a neutralino and gluon amount only to 2%.). In contrast to reference point 1, the decays of ~02
do not frequently lead to charged sleptons and therefore to charged leptons. Instead, ~02 decays in a
two{body decay to the lightest neutralino ~01 (which is here the LSP) and either the light CP{even
scalar Higgs{boson h (91% branching ratio) or the Z{boson (9%). Furthermore, ~1 decays always in
~01 and W
. Of course, the decays of h, Z and W should also produce some charged leptons. Since
the decay of a gluino leads here on average to 0.99 top{(anti)quarks, charged leptons should also be
produced from the semileptonic decays of those. But compared to reference point 1, there should be
less events in higher lepton classes and in particular less events in classes with an opposite{charged
lepton pair with the same avor (classes 6, 8 and 9), because decays like ~0i ! l+l  ~0j with j < i are
much less frequent. This smaller fraction of class events including an opposite{charged same avor
lepton pair shows also in Table 6.2.
Similar to point 2, reference point 3 has a relatively high m0, which is bigger than m1=2. But the
dierence is not as big as in point 2. The decay branching ratios of ~02 and ~

1 are almost the same for
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both points. In contrast to point 2, reference point 3 has a high absolute value jA0j of the common
trilinear coupling. The lightest squark is here again ~t1, but this time it is lighter than the gluino (and
in particular the only squark fullling that except for ~b1, which has a very similar mass to the gluino).
Therefore, the gluino decays either into a light stop and antitop or into the corresponding antiparticles.
Furthermore, the light stop decays with a probability of around 60% into a neutralino and a top{
quark. That means, the decay of a gluino should lead on average to 1.6 top{(anti)quarks. Therefore,
the events of point 3 may include multiple b{jets, non{b{jets as well as hard leptons, resulting from
the decays of the top{(anti)quarks. However, in general there are less leptons than in reference points
1 and 2, as can be seen in Table 6.2. In particular there is almost no direct ~t1~t

1 pair production (less
than 1%), since the light stop is still relatively heavy.
The last reference point 4 has similar to point 1 a m0 smaller than m1=2, leading again to slepton
masses smaller than squark masses. However, tan  is here relatively large with the consequence that
~1 has a considerable smaller mass than the other leptons, as can be seen in Table 6.1. In contrast to
point 1, for the slepton masses only m~1 and m~eR are smaller than m~1
' m~02 . But ~02 has only a
decay branching ratio of around 0:2% into rst and second generation sleptons. On the other hand,
around 77% of the ~02 decay into either a light stau and antitau or the corresponding antiparticles.
The same is true for the decay of ~1 , which has a branching ratio of around 77% to a light (anti)stau
and (anti)tau{neutrino. Furthermore, a ~1 always decays into the LSP ~
0
1 and a {lepton. The other
possible, relevant decay for ~02 is the decay into ~
0
1 and h with a branching ratio of around 21%,
and ~1 only decays otherwise in ~
0
1 and W
. Overall, this should lead to a considerable number of
events with one or more {lepton(s), since the decays of strongly interacting superparticles frequently
lead to the production of ~02 and ~

1 . The gluino decays with a probability of around 72% into a
third generation squark, which decays quite frequently into a top{(anti)quark. On average 0.99 top{
(anti)quarks are produced in the decay of a gluino. Overall, the events may include { and b{jets
as well as hard leptons from semileptonic decays of top{(anti)quarks and soft leptons from leptonic
{decays.
Overall, Table 6.2 also shows that for all four reference points more leptons with positive than
negative charge are produced. As mentioned before, this follows from the fact that the LHC is
a proton{proton collider and the proton includes more up{ than down{quarks. This leads to the
production of more up{ than down{squarks. The higher the squark production and the more squark
decays lead to charged leptons, the higher is the number of positively charged leptons compared to
negatively charged ones (under the assumption that these events pass the required cuts). Therefore,
reference point 4 and in particular point 1 have a relative high positive to negative lepton ratio. On
the other hand, point 2 has a smaller squark production (because of relatively high squark masses)
and the decay of ~1 leads less frequently to a charged lepton, as described above. As a consequence
the number of produced positive and negative charged leptons is almost equal for this point.
In the following, the number of events, which pass the required cuts, are listed for the four reference
points. The events cuts are the same as those used for the discrimination of the degenerate pairs
in the rst part of this thesis. The cuts generally require a certain amount of missing transverse
energy (resulting from the escaping LSP ~01) and are listed in detail in Appendix B. For an integrated
luminosity of 10 fb 1 and specic seeds in Herwig++, the number of events before and after cuts are:
1) 1940 events before and 1080 after cuts
2) 4080 events before and 1047 after cuts
3) 1970 events before and 1135 after cuts
4) 1618 events before and 991 after cuts
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Note that these numbers were determined with a simulated integrated luminosity of 500 fb 1 and
scaled down to 10 fb 1 (The distributions of these events into the lepton classes were shown in Table
6.2). As desired, for all four reference points around 1,000 events pass the selection cuts. Compared
to the other points, reference point 2 has much more events before cuts. The reason for that are the
smaller neutralino and chargino masses, as can be seen in Table 6.1. The production cross{section
is therefore dominated by chargino and neutralino production. As discussed above, the decays of ~02
and ~1 only rarely lead to charged leptons. The selection cuts for a low number of leptons listed in
Appendix B are generally more optimized for gluino and squark production. As a consequence, most
of the events do not pass the event cuts.
In the following, the training and control sets for the four reference regions are presented. The quality
of them obviously determines the performance of the neural networks, i.e. in particular, as mentioned
earlier, they need to be proper representations of the investigated parameter regions. The training
and control sets for the four regions are therefore each picked from dierent parameter ranges.y The
CMSSM parameters of a particular training or control set are then (with a at distribution) randomly
chosen from the dened parameter ranges. Furthermore, each simulation in Herwig++ is done with
a dierent seed, which again is randomly chosen with a at distribuion. This should prevent any
possible correlations between the dierent training and control sets.
It is assumed that the CMSSM parameters m0 and m1=2 generally can be determined easier than
tan and A0, since they inuence the mass spectrum of the superparticles stronger. For example, the
value pair (m0; m1=2) can already be roughly localized by only considering the total number of events
after cuts. Therefore, the considered parameter ranges of these rst two parameters are chosen to be
smaller. This should save some computing time, since parameter sets which in general clearly can be
separated from a measurement are neither simulated nor considered in the neural network learning
procedure. For a xed number of training sets, a smaller parameter range is scanned with a higher
granularity than a bigger parameter range. To a certain degree, a higher granularity should lead to a
smaller control error for the trained neural network, i.e. in particular a smaller error for the determined
parameter. More training sets in the same parameter range increase the available information for the
neural network. However, with a certain number of sets enough information is available to determine
the searched function as exact as possible. For example, if the searched function is a straight line,
two points would be enough for the function determination (neglecting statistical errors) and more
points would not improve the result. Note that the following chosen numbers of training and control
sets may not be high enough to provide the neural network learning procedure with the necessary
amount of information to determine the CMSSM parameters as good as it would be possible for the
considered integrated luminosity. Instead, the size of the numbers are mostly determined by the
existing computing resources. In particular, this thesis should only demonstrate the general power
of the neural network approach for the parameter determination and not deliver a perfect solution.
Furthermore, note that it is obviously assumed that the searched CMSSM parameter values of the
reference points lie within the considered parameter ranges of the corresponding neural networks. For
the four reference regions the training and control sets are chosen from the following parameter ranges:
1) m0 : 100  350GeV, m1=2 : 660  740GeV, tan : 5  45 and jA0j  2 m0
2) m0 : 1850  2200GeV, m1=2 : 410  490GeV, tan : 5  45 and jA0j  2 m0
3) m0 : 850  1200GeV, m1=2 : 560  640GeV, tan : 5  45 and jA0j  2 m0
yNote that instead of creating neural networks for four dierent parameter regions presumably it should be possible to
consider the whole CMSSM parameter space at the same time. However, this should come along with the need of
simulating much more training and control sets and the creation of a neural network with many more hidden neurons.
Taking into account the limited, existing computing resources, this option is not feasible.
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4) m0 : 300  550GeV, m1=2 : 660  740GeV, tan : 10  50 and jA0j  2 m0
The discrete sign of the Higgsino parameter  is here always positive. The common trilinear coupling
A0 is chosen from a range which depends on the picked value of m0. The constraint jA0j  2  m0
should prevent problems in the generation of the superparticle spectrum with SOFTSUSY, since
the spontaneous electroweak symmetry breaking could fail. For each reference point around 1,000
training sets and 300 control sets are generated. A higher number of control sets should generally not
change the nal weights of the neural network signicantly, because the control sets only inuence
the determination of the weights by setting the point of time when the network learning procedure
is stopped. As long as the learning process is stopped at (nearly) the same step, also (nearly) the
same weights are found. It is only important that the control sets are a good representation of the
investigated parameter region. The stop of the learning procedure at roughly the same learning step
for a higher number of control sets was concretely checked for an example.
On the other hand, as mentioned above, the number of training sets can inuence the resulting
performance of the neural network. However, as can be seen later in Section 7.1, the with the networks
estimated CMSSM parameter errors are much bigger than the average distance between the CMSSM
parameter values in the simulated training sets, at least for the 10 fb 1 measurements. Furthermore,
at the end of Section 7.1 it is shown that the use of around one and a half times more training sets for
reference point 4 does not noticeably improve the parameter determination. Therefore, the number of
simulated training sets here should overall be sucient.
6.2.2. Performance Improvement
The input values of the neural network are measured observables and therefore have statistical un-
certainties. These uncertainties are not considered a priori within the neural network. However, the
consideration of these uncertainties should improve the performance of the neural network signi-
cantly, as can be motivated with the following example of a network with just two input values and
one output value. The example is illustrated in Figure 6.4. The rst input value should have generally
a relatively small uncertainty and the second one a relatively big uncertainty. In contrast, the output
value should not have an error within the training sets (as it is the case here for the CMSSM parameter
sets). This means that for a specic output value the rst input could take values from a much smaller
range than the second input. Therefore, for the determination of the output value, the exact value of
the rst input would be more meaningful than for the second output. A neural network which knows
that should perform better than a network which does not.
In the following, three dierent measures are done to take the uncertainties of the measured observ-
ables into account. First, the parameter sets within the training and control sets are simulated with a
higher luminosity, i.e. 500 fb 1 instead of 10 fb 1 for the considered measurements. The higher amount
of data reduces the (relative) uncertainties of the measured observables (proportional to one over the
square{root of the number of simulated events). Since the training and control sets are used to teach
the neural network the searched function between the observables and the CMSSM parameters, this
reduces the uncertainty of this function. In particular it is desirable that the neural network function
uncertainty is (much) smaller than the uncertainty of the considered measurement. Since the measured
total number of events after cuts obviously increases with higher luminosity, this has to be taken into
account by adapting the input normalization. If a 10 fb 1 measurement is considered, the mean value
of the total number of events after cuts over all training sets within the input normalization has to be
divided by 50 and the corresponding variance by 2,500. Note that a measurement with an arbitrary
integrated luminosity lower than 500 fb 1 can be considered by changing the input normalization ap-
propriately. The consideration of a measurement with higher luminosity is unreasonable, since the
errors of the training sets would be higher than of the measurement and distort the errors of the
37
6. Creation of the Neural Networks
Figure 6.4.: Observable 1 (input 1) has a generally smaller uncertainty than observable 2 (input 2). The
red inner lines show the possible ranges for both observables for a specic value of a single
considered CMSSM parameter (output). Note that the distribution of the observable
values within the shown ranges would be Gaussian as indicated. For another value of the
parameter, the observables take values from the blue outer lines. The green dot in the
middle represents an existing measurement. Because of the relatively big uncertainty of
observable 2, the measured value could not be uniquely assigned to the rst or second
value of the CMSSM parameter. On the other hand, the small uncertainty of observable
1 permits an assignment to the second (blue) value of the parameter.
found parameters. Already considering a measurement with a similar integrated luminosity than the
training and control sets aects the determined parameter errors, as can be seen later in Section 7.1.
For such a measurement it would be desirable to use training and control sets with a (much) higher
integrated luminosity than 500 fb 1, but this is not feasible for the existing computing resources. The
determination of the network output value errors is described in the following Subsection 6.2.3.
Second, similar to the 2{calculation done for the comparison of two data sets in Chapter 5, minimal
numbers of (class) events are required for the consideration of a specic input observable. The ob-
servables described in Chapter 4 are each based on a certain number of events. The lower the number
of these events is, the higher is the (relative) uncertainty of the observable. A high enough number of
events ensures approximate Gaussian statistics for the observable. In contrast to the 2{calculation,
the number of input neurons for the neural network is xed and therefore values for all observables
have to be considered to calculate the corresponding output values. A solution is to set the normalized
input value of a specic observable, which does not fulll the required number of events, to zero. Such
a zero would not contribute to the weighted sums calculated within the neural network, see equations
(6.1) and (6.2). The required minimal number of (class) events is set to 50 for the total number of
events after cuts and to 500 for all other observables, considering the training and control sets with
an integrated luminosity of 500 fb 1. For a 10 fb 1 measurement the minimal numbers would be one
and ten, respectively. The dependence of the minimal numbers on the integrated luminosity should
ensure that for a specic parameter set the same normalized observables are set to zero, independent
of the amount of data. Of course, because of statistical uctuations of the (class) events, this is not
always fullled.
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Third, for each of the approximately 1,000 training sets 100 Gaussian distributed copies are gener-
ated. This leads to approximalely 100,000 training sets. For each training set the covariance matrix,
see Section 4.2, is known. This covariance matrix can be used to create a 84{dimensional (correlated)
Gaussian distribution with the measured observables as mean values. The set{up of the distribution
is shown in Appendix D.4. In the following, 100 sets are chosen with this distribution. All these
training sets have the same CMSSM output values, but dierent Gaussian distributed input values.z
As described in the example above, there are input values with smaller and bigger value ranges. Since
all input values lead to the same output values, the input values with smaller variances are more im-
portant for the parameter determination. In contrast, during the learning process the network would
be confronted with highly varying input values (for observables with higher variances) and recognize
their irrelevance (less importance) for the determination of the output values. As a consequence, the
values of the weights for the connections with the corresponding input neurons would be reduced.
On the other hand, the weights for input values with smaller uncertainties would be (in comparison)
higher, making these input values more important for the parameter determination. Note that the
creation of Gaussian distributed copies confronts the neural network with the existing correlations of
the measured observables. Overall, within the learning process this measure should make the network
aware of the observable uncertainties relative to each other. In particular the relative observable uncer-
tainties should not change for dierent integrated luminosities. This ensures that the trained network
can sensibly be used for a measurement with a smaller luminosity than the training and control sets.
Furthermore, another measure to improve the performance of the parameter determination, next
to the consideration of statistical uncertainties, is the creation of four independent neural networks
with each one CMSSM parameter output instead of the creation of one network with four outputs.
Note that all four networks still each have 84 + 1 input neurons. The four networks each should
be smaller, i.e. include less hidden neurons, than one combined network and their learning procedure
should therefore each consume less time. Furthermore, each network can be (easier) specialized for the
particular CMSSM parameter, which could allow a better parameter determination. In particular the
minimum of the total normalized control error in equation (6.9) for a network with four output values
does not necessarily coincide with the minimum of the control error for each single output parameter.
6.2.3. Parameter Errors
The trained neural network determines the CMSSM parameter value which belongs to a particular
measurement. At this point of time the error of the determined parameter is not known. In the follow-
ing, two dierent ways are described how to determine the parameter error and also the correlations
between the four found CMSSM parameters. In both cases the covariance matrix of the measurement,
as introduced in Section 4.2, is used.
The rst possibility is to generate Gaussian distributed measurement copies similar to the training
set copies described in Subsection 6.2.2. Each of the generated copies is used as an input for the
considered neural network. The computed network outputs should form a Gaussian distribution. The
mean value of this distribution is the found parameter value and the square{root of the variance of
the distribution gives the corresponding parameter error. Figure 6.5 shows the m1=2{distribution for
reference point 3, which is created by feeding the appropriate neural network with 100,000 Gaussian
distributed copies of the 10 fb 1 measurement. The found mean value with standard deviation is
m1=2 = (607:4  9:3)GeV and is consistent with the searched value m1=2 = 600GeV. Such an error
zNote that the use of Gaussian distributed training set copies generally prevents that the neural network memorizes
all training sets (i.e. the control error equals zero), since 100 dierent sets of input values each need to lead to the
same output values. However, in practice this is irrelevant because the learning procedure should anyway be stopped
before such a memorization happens.
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Figure 6.5.: One{dimensional m1=2{distribution in GeV formed by feeding a neural network with
100,000 Gaussian distributed 10 fb 1 measurement copies of reference point 3. The tted
Gaussian distribution has the form g(m1=2) = p0  exp( 1=2  [(m1=2   p1)=p2]2) with p1
being the mean value and p2 being the standard deviation. The neural network consists
of 20 hidden neurons and underwent 107 learning steps with a nal control error of 0.136.
The searched value is m1=2 = 600GeV. Figure taken from [2].
determination can be done for all four neural networks for the investigated CMSSM parameter region to
obtain the parameters with errors for a specic measurement. However, the four single determinations
do not give the covariances between the found CMSSM parameters.
The covariances between two dierent CMSSM parameters are determined by forming a two{
dimensional Gaussian distribution. As before, Gaussian measurement copies are generated. Each
copy is put into the two neural networks which belong to the considered CMSSM parameters. The
two output values are saved as a pair for each measurement copy. The computed output pairs should
form a two{dimensional (correlated) Gaussian distribution. From this distribution the variances and
the covariance of both CMSSM parameters can be determined. The resulting variances (up to round-
ing errors because of dierent binning) should be the same as the ones determined from the single
distributions described above. Figure 6.6 shows the two{dimensional distribution for the parameters
m0 and m1=2 for reference point 3, which is generated by feeding the appropriate neural networks
each with 1,000,000 Gaussian distributed 10 fb 1 measurement copies. The mean values with cor-
responding standard deviations for the two{dimensional distribution are m0 = (1034  42:3)GeV
and m1=2 = (607:5  9:3)GeV and are in agreement with the searched values m0 = 1000GeV and
m1=2 = 600GeV. As mentioned, the values for m1=2 are the same as the ones determined with the
one{dimensional distribution from before.
The covariance cov(m0; m1=2) betweenm0 andm1=2 can be expressed with the correlation coecient
m0m1=2 with
m0m1=2 =
cov(m0; m1=2)
m0 m1=2
: (6.11)
Here, m0 and m1=2 are the standard deviations of m0 and m1=2, respectively. The parameters are
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Figure 6.6.: Two{dimensional distribution of the parameters m0 and m1=2 in GeV formed by feeding
both neural networks with 1,000,000 Gaussian distributed 10 fb 1 measurement copies
of reference point 3. The tted Gaussian distribution has the form g(m0; m1=2) = p0 
exp[ 0:5=(1 p25)([(m0 p1)=p2]2+[(m1=2 p3)=p4]2 2p5=(p2 p4)(m0 p1)(m1=2 p3))]
with p1 and p2 being the mean value and standard deviation ofm0, and p3 and p4 the mean
value and standard deviation ofm1=2. The correlation factor p5 is given by equation (6.11).
The neural network form0 consists of 15 hidden neurons and underwent 244 learning steps
with a nal control error of 0.106, and the one for m1=2 consists of 20 hidden neurons and
underwent 107 learning steps with a nal control error of 0.136. The searched values are
m0 = 1000GeV and m1=2 = 600GeV. Figure taken from [2].
negatively correlated with m0m1=2 =  0:291, as can be seen on the left side of Figure 6.6. This
correlation is pictured in the tilting of the ellipse formed at the bird's eye view of the two{dimensional
Gaussian distribution, as seen on the right side of Figure 6.6. The major ellipse axis angle  (which
is zero for a horizontal ellipse with no correlation) is related to the correlation coecient with
tan(2) =
2 m0m1=2 m0 m1=2
j2m0   2m1=2 j
: (6.12)
The negative correlation shows in the tilting of the ellipse with  =  3:84  to the right bottom.
The second way for the determination of the variances and covariances of the CMSSM parameters
is the propagation of uncertainty method (Gaussian error propagation). With the neural network
functions and the covariance matrix of the measured observables, the variances and covariances can
directly be calculated. For the CMSSM parameter r with r 2 fm0; m1=2; tan; A0g the variance is
calculated with
2r =
X
i2E

@fr
@Oi
(Oi)
2
+ 2 
X
i2Ene
X
j>i;2E
@fr
@Oi
@fr
@Oj
cov(Oi; Oj) : (6.13)
In this formula, (Oi) stands for the standard deviation of the input observable Oi and cov(Oi; Oj)
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for the covariance between the observables Oi and Oj . The sums run over all observables which fulll
the minimal number of events mentioned in Subsection 6.2.2. The coecients of these observables
are summarized in the set E with e  84 being the highest coecient number. The neural network
function fr for the CMSSM parameter r has the measured observables as input values and the CMSSM
parameter as output value. The derivate with respect to a specic observable Oi is
@fr
@Oi
=
@xi
@Oi
@fr
@fr
@fr
@xi
=
tgr
tgi
 @fr
@xi
=
tgr
tgi

24 vX
a=1
w(2)ra w
(1)
ai
0@1  tanh2( 84X
j=1
w
(1)
aj xj + w
(1)
a0 )
1A35 : (6.14)
The function fr (O1; : : : ; O84) with fr = r is actually not the trained neural network, because the
neural network is created for normalized input and inversely normalized output values. The corre-
sponding real network function is labeled fr(x1; : : : ; x84) and written down in equation (6.2) in the
sense fr = yr for a network with one inversely normalized CMSSM parameter output. Switching be-
tween both network functions comes along with the standard deviations over the training sets for the
input values, tgi , and the output value, 
tg
r , as dened in equations (6.4) and (6.7). In the second line
of equation (6.14), the derivative of fr with respect to the normalized input value xi is calculated using
equations (6.1) and (6.2). Note that the normalized input values xi, which do not fulll the required
minimal event numbers, are set to zero and do not add in the sum within the tangens hyperbolic
function.
Furthermore, the covariance cov(r; s) between two CMSSM parameters r and s is calculated using
both neural network functions with
cov(r; s) =
X
i2E
@fr
@Oi
@fs
@Oi
2(Oi) +
X
i2Ene
X
j>i;2E
cov(Oi; Oj) 

@fr
@Oi
@fs
@Oj
+
@fr
@Oj
@fs
@Oi

: (6.15)
Both described ways for the determination of the variances and covariances of the CMSSM parameters
should lead to the same results within statistical uncertainties.
6.2.4. Number of Hidden Neurons
As mentioned in Subsection 6.1.1, the number of hidden neurons determines the number of free
parameters of the neural network function. A higher number of hidden neurons enables the imitation
of a more complex function, but generally comes along with a longer learning procedure. This follows
from the fact that the learning procedure includes the repeated calculation of a matrix with dimension
W = 86v+1 for a neural network with 84 input values and one output value, as described in Appendix
C. As a consequence, for a xed number of learning steps the training time scales with the squared
number of hidden neurons v2. Therefore, the number of hidden neurons should not be increased
without an expectable benet.
An appropriate number of hidden neurons for a considered neural network is estimated by starting
with a low number of hidden neurons (like ten) and training the network for some number of steps.
Every other step when a local minimum is reached, the performance of the network is examined
by looking at the form of the output distribution which is created by feeding the network with the
Gaussian distributed input values (of the measurement). This output distribution should follow a
Gaussian distribution as well. If the form is (roughly) Gaussian the training is continued. Otherwise,
the number of hidden neurons is increased by like ve and the new network is trained. Each additional
neuron leads to an extra number of 85 + 1 = 86 free parameters for a neural network with 84 input
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neurons (plus the zeroth input neuron) and one output neuron. The number of hidden neurons is
increased until a satisfying result is reached.
Note that this method most likely does not lead to the optimal number of neurons which should
be as low as possible, whereas the network has a minimal nal control error and a Gaussian formed
output. For example, the training could be stopped too early before a Gaussian output distribution
is reached for a certain number of hidden neurons. Since the number of hidden neurons is normally
increased by a few at a time, the optimal network could also be missed. Furthermore, a network with
a few more hidden neurons than the one found to have a relatively satisfying Gaussian distribution
may lead to a little bit nicer Gaussian output and somewhat smaller control error. However, overall
this approach should lead to a neural network which is not too far o the optimal solution for the
given network layout.
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7. Results of the CMSSM Parameter
Determination
In this chapter, the results for the CMSSM parameter determination at the LHC using neural networks
are presented. This includes the results for the four dierent reference points, which are introduced
in Subsection 6.2.1, for dierent integrated luminosities. It is shown that both methods mentioned
in Subsection 6.2.3 for the calculation of the variances and covariances of the parameters lead to
consistent results. For reference point 4, neural networks with one and a half times more training
sets are created to compare their performances to the usual networks. It is also checked, how much
the creation of Gaussian distributed training set copies improves the performances of the neural
networks. Furthermore, the neural networks created for reference region 4 additionally are fed with
a dierent measurement than the one for reference point 4 to verify that the neural networks work
generally for arbitrary measurements within an investigated region. Afterwards, another method
for the determination of the CMSSM parameters of a measurement is introduced. This method is
based on a 2{minimization. The results for reference point 4 for this method are compared to the
corresponding neural network results. The main content of this chapter is published in [2].
Table 7.1.: Overview about the used neural networks with number of hidden neurons, number of
learning steps and resulting control errors. The control error is dened in equation (6.9).
Table taken from [2].
Hidden Neurons Learning Steps Control Error
m0 20 1009 0:101
Reference m1=2 20 407 0:081
Point 1 tan 20 653 0:135
A0 20 561 0:532
m0 20 929 0:123
Reference m1=2 15 452 0:116
Point 2 tan 20 499 0:387
A0 25 155 0:711
m0 15 244 0:106
Reference m1=2 20 107 0:136
Point 3 tan 20 240 0:681
A0 15 763 0:405
m0 22 488 0:156
Reference m1=2 22 637 0:067
Point 4 tan 25 511 0:178
A0 25 391 0:310
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7.1. Neural Network Results
In this section, the results of the parameter determination at the LHC for the four CMSSM reference
regions using neural networks are described. Table 7.1 shows the number of hidden neurons used
for the 16 networks and the control errors resulting at the end of the learning processes after the
given numbers of learning steps. The size of the control error estimates the performance of the neural
network in the investigated parameter region, meaning that a network with a smaller control error
tends to determine the appropriate parameter with a smaller uncertainty.
The created networks contain between 15 and 25 hidden neurons. The networks for m0 and m1=2
tend to need slightly less hidden neurons than the networks for tan and A0. The networks undergo
between 100 and 1,000 learning steps before the global minimum of the control error is reached. To
verify the position of the global minimum, the error evolution is usually checked for around 100 steps
after the minimum. The training of the neural networks often took several months on one processor.
This long computation time arises from the repeated calculation of the Hessian matrix with dimension
W = 86  v+1 for the approximately 100,000 training sets in each learning step, as described in detail
in Appendix C. However, in particular for the neural networks with a high number of learning steps
the control error usually decreases very slightly in the last hundreds of steps. Therefore, for these
networks almost as good results for the determination of the CMSSM parameters can be reached with
much less computational eort.
For all reference regions the CMSSM parameters m0 and m1=2 are generally determined (much)
better, i.e. have smaller control errors, than the other two continuous parameters tan and A0. As
mentioned earlier, this result could be expected from the much stronger inuence of these rst two
parameters on the superparticle spectrum. Except for reference point 3, the control errors for m1=2
are smaller than the ones for m0. As described in Subsection 6.2.1, reference point 3 has a relatively
high m0, which is bigger than m1=2, leading to squark masses which are not much bigger than the
slepton masses (in contrast to points 1 and 4). Note that the dierence of m0 for points 1 and 4 is
250GeV with the same value for m1=2, but the squark masses are very similar, as can be seen in Table
6.1. For point 3, a change of m0 has a much bigger inuence on the squark masses and therefore can
be easier noticed in a change of the observables. However, m0 is not as big as in point 2, where the
squark masses are much bigger than the gluino mass and as a consequence the production of one or
two squarks is much less frequent than gluino production. The combination of a relatively high squark
production with a relatively strong inuence of m0 on the squark masses allows therefore for reference
point 3 a better determination of this CMSSM parameter. Altogether, the smallest control error is
found for the m1=2 neural network of point 4 with 0.067.
The control errors for tan are smaller than the ones for A0 for all reference points, expect for
point 3 again. Compared to the other points, reference point 3 has a relatively large A0. As described
in Subsection 6.2.1, the light stop ~t1 is relatively light and lighter than the gluino. In particular all
gluinos decay into ~t1. Furthermore, the mass and branching ratios of ~t1 depend only weakly on the
value of tan for the considered values, as can e.g. be seen for m~t1 in Table 6.1, comparing points 1
The control error for a particular neural network in Table 7.1 is determined by starting with specic values for the
rst weights. Note that dierent rst weight values could lead to a somewhat dierent nal value of the control error.
The dierent nal weights would then obviously also lead to a somewhat dierent error of the determined CMSSM
parameter. Furthermore, the nal weights follow a similar Gaussian distribution than the rst weights. As mentioned
in Subsection 6.1.2, in the beginning, the rst layer weights follow a Gaussian distribution around zero with variance
1=85. Except for a few outliers, also the nal neural network weights for the rst layer follow such a distribution
with a very similar (or almost equal) variance. Because of the small statistics this can not be checked for the second
weight layer, although the value ranges agree. At the end of the learning procedure, the distribution of the weight
values obviously does not signicantly change. However, it is crucial how the weights are distributed on the single
neuron connections.
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and 4. The weak tan dependence of ~t1 and the full decay of gluinos into ~t1 leads to the high control
error for tan for reference region 3, the highest of all four regions. The better determination of A0
compared to tan for point 3 follows therefore in particular from the especially bad determination of
tan. Overall, the biggest control error is given with 0.711 for A0 of point 2. This is more than ten
times bigger than the smallest control error for m1=2 of point 4.
In comparison, reference points 1 and 4 show in total the best results for all four CMSSM param-
eters. As described in Subsection 6.2.1, both points have relatively light sleptons. For point 1, the
decays of gluinos and squarks lead very frequently to the production of charged sleptons. Since the
sleptons decay into their corresponding charged leptons, there are relatively many events with multiple
leptons, i.e. there should be more observables (also in higher lepton classes) being sensitive on CMSSM
parameter changes (which are then responsible for mass and branching ratio changes). For point 4,
most ~1 and ~
0
2 decay into ~1, which leads to the production of a relatively high number of {leptons.
This leaves distinctive information in the {observables (in addition to the information in the other
observables), which should give extra sensitivity to CMSSM parameter changes.
Table 7.2.: Found CMSSM parameters, when the appropriate neural networks are fed with the 10 fb 1
or 500 fb 1 measurements of the reference points. The standard deviations and the correla-
tion coecients are calculated with the propagation of uncertainty method, see equations
(6.13), (6.14) and (6.15). The unit for m0, m1=2 and A0 is GeV. Table taken from [2].
Point 1 Point 2 Point 3 Point 4
10/fb
m0  m0 167:25 33:78 1998:93 92:20 1055:97 47:26 482:94 61:23
m1=2  m1=2 697:51 7:36 446:55 11:30 607:47 11:53 695:48 7:87
tan  tan 21:35 5:96 9:67 18:81 23:41 37:42 23:37 11:08
A0  A0 463:43 326:00 1406:37 2898:67 1453:49 1891:58  73:52 628:16
m0m1=2  0:037  0:051  0:309  0:407
m0 tan 0:131  0:068 0:044 0:057
m0 A0 0:021  0:251 0:200  0:671
m1=2 tan 0:201 0:174  0:084  0:350
m1=2 A0 0:121  0:119 0:065 0:139
tan A0  0:035 0:249  0:218 0:238
500/fb
m0  m0 156:23 4:86 2004:05 10:61 1015:66 4:49 391:86 7:70
m1=2  m1=2 701:05 0:87 451:15 1:00 598:75 1:21 700:71 0:88
tan  tan 9:39 0:70 14:66 2:17 20:79 5:20 30:50 1:24
A0  A0  43:61 55:37 261:47 474:68 774:39 295:63 183:05 101:48
m0m1=2  0:125  0:519  0:550  0:695
m0 tan  0:233  0:131 0:294 0:441
m0 A0 0:038  0:068  0:557  0:232
m1=2 tan 0:259 0:076  0:110  0:416
m1=2 A0 0:033 0:165 0:509 0:250
tan A0  0:211  0:158  0:055 0:464
The values of the normalized control errors in Table 7.1 cannot directly be compared for dierent
CMSSM parameters and reference points without taking into account the sizes of the considered
parameter ranges within the control sets. As dened in equation (6.9), the control error scales inversely
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with the size of the investigated parameter region. The in Subsection 6.2.1 introduced training and
control regions cover always 80GeV in m1=2 and between 250 and 350GeV in m0. This means that
the same control error in m1=2 and m0 expresses an accordingly smaller relative error of the network
output for m1=2. A good part of the theoretically allowed parameter ranges of tan and A0 are
covered, whereas the size of the considered A0 region depends on the parameter value of m0. As a
consequence, the relative errors of the determined parameters m1=2 and m0 should be, compared to
tan and A0, much smaller than the control errors in Table 7.1 would suggest without taking the
parameter ranges into account. Further details on the performance dierences between the created
neural networks can be found in [2].
Finally, Table 7.2 contains the determined CMSSM parameters for the four reference point measure-
ments, using the appropriate neural networks. Measurements with an integrated luminosity of 10 fb 1
and 500 fb 1 are considered. The standard deviations and correlations of the CMSSM parameters are
calculated by using the propagation of uncertainty method described at the end of Subsection 6.2.3.
The determined standard deviations and the normalized control errors from Table 7.1 can be related
to each other using the sizes of the investigated parameter ranges. The ratio of the standard deviation
divided by the product of the control error and the parameter range size is for all simulated 10 fb 1
(500 fb 1) measurements distributed around 1:2  0:4 (0:15  0:04). This means that the standard
deviation of a found CMSSM parameter can be approximately estimated by multiplying the control
error and the investigated parameter range size (for A0 the average size is used) with this factor. The
biggest deviations from this relation for 10 fb 1 integrated luminosity are m0 and A0 of reference point
2, where the factors are 2:1 and 0:5. However, the exact same factor for all found parameter values is
not expected, since the control error expresses only the average performance over all approximately
300 considered control sets. Therefore, the performance can obviously dier in dierent regions of the
parameter space.
For the 10 fb 1 measurements, 12 out of 16 found parameter values are within one estimated stan-
dard deviation from the searched value, as can be checked in Table 7.2. The other four values are
between one and two standard deviations away from the true value. Within statistics this coincides
well with the expectation of 0:6827 16  10:92 for the 1{interval and  4:35 for the 1 to 2{interval.
On the other hand, for the 500 fb 1 measurements ten found parameters dier more than one standard
deviation from the true value, four of these values more than two and even one (m0 of point 3) more
than three standard deviations. This follows most likely from the fact that the training and control
sets also \only" have an integrated luminosity of 500 fb 1, i.e. the uncertainty of the neural network
function should not be negligible for a measurement with a similar (here the same) luminosity. An
inclusion of the network uncertainty then would lead to an increase of the determined parameter er-
rors. With these corrected errors, the deviations between searched and true parameter values should
very probably follow the expectation.
Furthermore, the 500 fb 1 measurement for reference point 3 seems to be especially far o the ex-
pectation, since all found parameter values are more than one estimated standard deviation away from
the true values, three of those more than two and one more than three. However, the results for two
other generations of the same measurement with dierent seeds in Herwig++ mitigated this extreme
deviation. For both additional versions, the found value for m0 is less than one estimated standard
deviation away from the searched value, in contrast to the more than three standard deviations of
the original version in Table 7.2. Therefore, this seems to be a rather extreme statistical uctuation.
Only the estimated value of A0 is for all three versions always more than two (but still less than three)
standard deviations away from the true value. Furthermore, the found value is always smaller than the
searched value 1500GeV. This slight tendency to smaller values may be caused by the circumstance
that the searched value lies quite close to the upper end of the considered parameter range of A0 for
reference point 3.
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The underestimation of the parameter errors for an integrated luminosity of 500 fb 1 can also be
seen in the ratio of the errors for dierent luminosities. Including only statistical uncertainties, the
parameter error for a 500 fb 1 measurement should be by around a factor of
p
50  7 smaller than
the one for an integrated luminosity of 10 fb 1. Note that there is also some statistical uncertainty
on the standard deviation which obviously also should decrease with increasing luminosity. However,
for all four reference points the standard deviations for m1=2, m0 and tan decrease on average by
a factor of 9:6, 8:5 and 8:3 which is systematically higher than the factor 7. This agrees with the
already seen underestimation of the 500 fb 1 error. Note that the factor increases with a better
relative determination of the parameters. Since the parameter m1=2 can be determined especially
well, the non{consideration of the neural network function error for the 500 fb 1 measurements is for
this parameter more noticable.
On the other hand, for A0 the error decreases on average only by a factor of 6:2 going from the
10 fb 1 to the 500 fb 1 measurements. This behavior may be caused by the fact that for three of
the four 10 fb 1 measurements the estimated 1{intervals lie already partly outside of the considered
parameter ranges with jA0j  2m0. As mentioned earlier in Subsection 6.1.1, the neural network
function is only reliable within the investigated parameter space. Therefore, the 10 fb 1 errors for A0
are probably not fully reliable. Furthermore, because of the above mentioned reasons, the 500 fb 1
errors might still be underestimated.
However, overall the neural networks deliver quite satisfactory results. For an integrated luminosity
of 10 fb 1, the common gaugino massm1=2 can already be determined with a relative accuracy between
1 and 2:5%. As the normalized control errors in Table 7.1 already suggested, points 1 and 4 have
the smallest relative errors for m1=2 (Recall that all four regions have the same m1=2 parameter range
size). The parameter m0 has for reference points 2 and 3 accuracies of around 4:5%. As mentioned
earlier, for these points m0 is high enough to signicantly aect the squark masses. For smaller values
of m0 the relative uncertainty increases, up to approximately 20% for point 1. However, point 1 has
the smallest absolute error for m0 of all four measurements.
As can be seen in Table 7.2, 10 fb 1 of data with around 1,000 events after cuts is generally not
enough to allow a meaningful determination of tan and especially of A0 (taking here in particular the
considered parameter region with jA0j  2m0 into account). The smallest relative error for tan with
respect to the found value is with 28% for point 1 still quite high. However, increasing the integrated
luminosity to 500 fb 1 leads to estimated relative accuracies as small as 4% for point 4. For reference
point 3, tan is determined the worst with a relative error of 25%, which was already seen from the
control error in Table 7.1. The sizes of the estimated standard deviations for the common trilinear
coupling parameter A0 for 500 fb
 1 of data are roughly 25% to 35% compared to the true value of
m0.
Table 7.2 also includes the correlation coecients between the CMSSM parameters, as dened in
equation (6.11). The true values for the correlation coecients should be independent of the integrated
luminosity. However, the estimated values obviously vary because of statistical uctuations, as can be
seen in Table 7.2. Note that some variation can also occur, if not the same lepton classes fulll the
required minimal event numbers for the dierent integrated luminosities and therefore not the same
observables are considered in the calculation of the variances and covariances. This is explained in
more detail below. Overall, most correlations are quite weak. E.g. for all four reference points, there is
a negative correlation between m0 and m1=2. The increase of either m0 or m1=2 should lead to higher
masses for the strongly interacting superparticles. This should come along with a smaller total number
of produced events and a higher average value of HT within the events. Therefore, the increase of m0
should to some extent be compensated by the decrease of m1=2, and vice versa. However, for points
with m0 much smaller than m1=2, the gluino and squark masses are quite independent from the value
of m0. As mentioned earlier, this can be seen in Table 6.1 for reference points 1 and 4, whose values of
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Figure 7.1.: One{dimensional Gaussian distributions for reference point 4, achieved by feeding the
neural networks each with 100,000 Gaussian distributed 10 fb 1 measurement copies. The
unit for m0, m1=2 and A0 is GeV. The tted Gaussian distributions have each the form
g(x) = p0  exp( 1=2  [(x   p1)=p2]2) with x being the appropriate CMSSM parameter,
p1 the mean value and p2 the standard deviation. The searched values are located in
the middle of the lower axes, i.e. m0 = 400GeV, m1=2 = 700GeV, tan = 30, and
A0 = 0GeV. The neural network settings are given in Table 7.1. Figure taken from [2].
m0 dier by 250GeV. Therefore, the negative correlation of m0 and m1=2 for point 1 is much weaker
compared to the other points. Further details on the correlations can be found in reference [2].
As claimed in Subsection 6.2.3, both methods for the determination of the CMSSM parameter
errors should lead to the same results within statistical uncertainties. So far, only the results for the
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Figure 7.2.: The same distributions like the ones in Fig. 7.1, but originating from a 100 fb 1 instead
of a 10 fb 1 measurement.
propagation of uncertainty method are shown in Table 7.2 for all reference points. Additionally, two
gures for the method using Gaussian measurement copies for point 3 are included in Subsection 6.2.3.
The values from the left side of Figure 6.6 are with m0  m0 = (1034  42:3)GeV, m1=2  m1=2 =
(607:5 9:3)GeV and m0m1=2 =  0:291 already consistent with the values calculated with the error
propagation from Table 7.2 for 10 fb 1 of data with m0  m0 = (1056  47:3)GeV, m1=2  m1=2 =
(607:5  11:5)GeV and m0m1=2 =  0:309. In the following part, the one{ and two{dimensional
Gaussian distributions for all parameters of reference point 4 are presented. Exemplary, this should
show the agreement of both methods.
In Figure 7.1, the one{dimensional distributions are shown which are created by feeding the ap-
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Figure 7.3.: The same distributions like the ones in Fig. 7.1, but originating from a 500 fb 1 instead
of a 10 fb 1 measurement. Figure taken from [2].
propriate neural networks each with 100,000 Gaussian distributed copies of the 10 fb 1 measurement
for point 4. Figures 7.2 and 7.3 show the same distributions as Figure 7.1, but for an integrated
luminosity of 100 fb 1 and 500 fb 1, respectively. First of all, all shown distributions look quite Gaus-
sian. Furthermore, the three gures show nicely how the standard deviations (parameters p2 of the
Gaussian ts) become smaller with an increasing amount of data. Note that also here the standard
deviations for an integrated luminosity of 500 fb 1 by trend should be somewhat underestimated, since
the network uncertainty is not included in the Gaussian distributions. Comparing the errors with the
ones computed in Table 7.2 shows a very good agreement (up to 3% for A0) for 500 fb
 1, but some
dierences for 10 fb 1 of data. This coincides with the expectation that the error on the uncertainty
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increases for a lower amount of data. Furthermore, additional dierences can occur because of the
xed minimal numbers of events which are required for the consideration of an observable. All neural
network input values for observables, which do not fulll the required minimal numbers, are set to
zero, as described in Subsection 6.2.2.
As an example, a particular lepton class within a measurement should contain 7 events for an inte-
grated luminosity of 10 fb 1, as this is for example the case for class 9 of point 4 in Table 6.2 (using
991 events after cuts). The observables of this class would not be considered in the propagation of
uncertainty method, since the class contains less than ten events. In contrast, the creation of Gaussian
distributed measurement copies would surely lead to copies, which have ten or more events in this
particular class (since the standard deviation is
p
7  2:65). For such copies, the observables would be
considered within the calculation of the neural network output and therefore in particular contribute
to the determined standard deviation of the CMSSM parameter. As a consequence, there would be
some deviation between both methods. Note that also a non{consideration of a class for a Gaussian
measurement copy may happen if this class contains some more than ten events in the original mea-
surement (e.g. class 4 of point 4 has 13 events), while the observables of this class would be considered
in the error propagation. Such a deviation between the methods should decrease with increasing lu-
minosity, since the (relative) errors on the number of class events become smaller. E.g. class 9 of point
4 has around 350 events after cuts for an integrated luminosity of 500 fb 1. This is more than eight
standard deviations away from the required minimal number of 500 class events. Therefore, none of
the up to 1,000,000 generated Gaussian copies should normally include equal or more than 500 events
in this class.
Figure 7.4 shows the two{dimensional Gaussian distributions for point 4 for an integrated luminosity
of 500 fb 1. The distributions for all six combinations of the four CMSSM parameters are created
by feeding both appropriate neural networks with each 1,000,000 Gaussian distributed measurement
copies. The determined correlation coecients agree well with the ones listed in Table 7.2. The
agreement of both methods within statistical uncertainties conrms the reliability of the calculated
standard deviations and correlations of the determined parameters, however, without the consideration
of the network uncertainty.
As noted earlier, around 1,000 training sets are each used for the learning procedure of the neural
networks. A priori, it was not sure, if the number is sucient to allow an optimal determination of
the CMSSM parameters. However, the sizes of the determined standard deviations in Table 7.2 are
especially for the measurements with an integrated luminosity of 10 fb 1 much bigger than the average
distances between the values of the CMSSM parameters in the training sets. This indicates that the
number of used training sets is indeed sucient. Furthermore, for reference region 4, neural networks
were created using around one and a half more training sets (1620 instead of 1053, i.e. with 567 extra
ones). Although the control errors are around 4 to 8% smaller, the estimated standard deviations
for 500 fb 1 of data (which have a smaller statistical uncertainty than the 10 fb 1 ones) are almost
identical and sometimes even slightly bigger. The dierence for errors of m0, m1=2 and tan are less
than 0:3%. Only A0 is with 96:3GeV for the higher number of training sets slightly smaller than
98:6GeV from Figure 7.3, using Gaussian distributed measurement copies. However, the supposed
improvement of less than 3% should be consistent with statistical uncertainties, since already both
error determination methods led to a dierence of around 3% for A0 of reference point 4, see Table
7.2. Therefore, overall, the number of used training sets seems to be sucient to allow an optimal
determination of the CMSSM parameters for the considered measurements.
As explained in Subsection 6.2.2, from each original training set 100 Gaussian distributed copies
(for the input values) were created to improve the performance of the created neural networks. Note
that in contrast to the simulation of more training sets, which includes the computationally costly
generation of events in Herwig++ for an integrated luminosity of 500 fb 1, the computational eort
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Figure 7.4.: Two{dimensional Gaussian distributions of all CMSSM parameter combinations for ref-
erence point 4. The unit for m0, m1=2 and A0 is GeV. Both considered neural networks
are each fed with 1,000,000 Gaussian distributed 500 fb 1 measurement copies. The tted
Gaussian distribution has each the form g(x; y) = p0  exp[ 0:5=(1 p25)  ([(x  p1)=p2]2+
[(y p3)=p4]2 2p5=(p2 p4)(x p1)(y p3))] with x and y being the appropriate CMSSM
parameters, p1 and p2 the mean value and standard deviation of x, and p3 and p4 the
mean value and standard deviation of y. The correlation factor p5 is given by equation
(6.11). The searched values are located in the middle of the axes, i.e. m0 = 400GeV,
m1=2 = 700GeV, tan = 30, and A0 = 0GeV. The neural network settings are listed
in Table 7.1. The ellipse angles  are distorted because of dierent axis lengths. Figure
taken from [2].
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Figure 7.5.: One{dimensional Gaussian distributions for a dierent point in reference region 4, achieved
by feeding the neural networks each with 100,000 Gaussian distributed 10 fb 1 measure-
ment copies. The unit for m0, m1=2 and A0 is GeV. The tted Gaussian distributions have
each the form g(x) = p0  exp( 1=2  [(x  p1)=p2]2) with x being the appropriate CMSSM
parameter, p1 the mean value and p2 the standard deviation. The searched values are
located in the middle of the lower axes, i.e. m0 = 450GeV, m1=2 = 690GeV, tan = 22,
and A0 = 400GeV. The neural network settings are given in Table 7.1.
for the generation of the training set copies is negligible. Of course, for the same number of learning
steps, the learning time increases linearly with the number of used training sets. Comparing the results
of neural networks for reference point 4, which are trained with only the 1,000 original training sets,
to the presented results in Figures 7.1, 7.3 and Table 7.2 shows a signicant improvement by using
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Figure 7.6.: The same distributions like the ones in Fig. 7.5, but originating from a 500 fb 1 instead
of a 10 fb 1 measurement.
the 100 Gaussian copies for each training set. Note that the networks consist of the same number
of hidden neurons. The estimated errors are for the networks without training set copies for all four
CMSSM parameters higher (for 500 fb 1 of data 22% for m0, 35% for m1=2, 28% for tan and 12%
for A0). Furthermore, the outputs for tan and A0, in particular for an integrated luminosity of
10 fb 1, do not have such a nice Gaussian form. Therefore, the inclusion of the uncertainties for the
input observables by creating Gaussian distributed training set copies leads to neurals networks with
a signicantly better performance, for the same amount of simulated data.
Once the neural networks are created for the investigated part of the parameter space, it should be
possible to use them for the parameter determination of an arbitrary measurement originating from
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this part of the parameter space. In the following, this feature is demonstrated by determining the
parameters of a dierent measurement within reference region 4. This measurement has the searched
CMSSM parameters m0 = 450GeV, m1=2 = 690GeV, tan = 22, and A0 = 400GeV with 1; 057
events after cuts for an integrated luminosity of 10 fb 1 and a xed seed in Herwig++. Figures
7.5 and 7.6 show the Gaussian distributions for an integrated luminosity of 10 fb 1 and 500 fb 1,
respectively. They are created using the same neural networks like for reference point 4. The m1=2{
distribution in Figure 7.5 does not have a very nice Gaussian form. However, note that the right side
of the distribution looks quite good. Recall that the values of m1=2 for the training and control sets
in reference region 4 are chosen from the range between 660 and 740GeV. The left side of the shown
distribution obviously leaves this range. As mentioned earlier, the neural network function should
only be reliable within the investigated parameter space. The extrapolation to values outside the
considered range generally should not give reliable results, as can be seen here. The m1=2{distribution
for 500 fb 1 of data actually looks quite Gaussian, since all values of the distribution are here clearly
within the considered parameter range. Otherwise, all determined parameter values of this point are
within one or two estimated standard deviations from the true values. The size of the relative errors
are comparable to the ones estimated for reference point 4.
Figure 7.7.: One{dimensional distribution of m1=2 for a dierent point in reference region 4 for an
integrated luminosity of 10 fb 1. The used neural network was trained with one and a
half times more training sets than the one used in Figure 7.5. Everything else is the same
as in Figure 7.5.
Furthermore, Figure 7.7 shows the m1=2{distribution for the considered dierent point in region
4 for an integrated luminosity of 10 fb 1, using the previous described neural network which was
trained with one and a half times more training sets (1; 620 instead of 1; 053). Compared to the
m1=2{distribution in Figure 7.5, the distribution has a nicer Gaussian form for values of m1=2 around
the lower bound of the investigated parameter range. This performance improvement for a higher
number of used training sets is in contrast to the previously considered reference point 4, where the
performance did not signicantly change. However, the searched m1=2{value for point 4 is located in
the center of the investigated parameter range. Taking into account that the neural network function
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can only be reliably interpolated and not extrapolated, it is not surprising that parameter values in
the center can already be determined optimally for a lower number of used training sets, compared
to values closer to the edge of the parameter range. Therefore, increasing the number of training sets
here still leads to a performance improvement, as could be seen in Figure 7.7 and was already indicated
by a 6% lower control error for the m1=2 neural network with more training sets. Note that also the
found parameters for m0, tan and A0 have smaller estimated uncertainties by around 3 to 5% for
the networks with more training sets, comparing the results for 500 fb 1 of data for this particular
point. Overall, Figure 7.5 shows the consequence of considering only a relatively small range for the
gaugino mass parameter m1=2, which was done because of the limited, existing computing resources.
However, for a high enough number of training sets, it should be possible to reliably determine all
parameter values within the investigated parameter range.
In the following section, the results for the determination of the CMSSM parameters for reference
point 4 using neural networks are compared with the results which are achieved by using a 2{
minimization.
7.2. Comparison with a 2{Minimization
In this section, the results of a parameter determination using a relatively simple 2{minimization are
presented. As described before, the creation of four neural networks for a considered parameter region
is a considerable amount of eort. Of course, once the networks are created arbitrary measurements
can be directly assigned to their corresponding CMSSM parameters within the considered parameter
region. In the following, the parameter determination is done using a 2{minimization instead of
neural networks. Both methods are based on the same observables. A priori, a 2{minimization
seems to be less work than the creation of four neural networks. If both methods would lead to
comparable results, the method connected to less eort would obviously be preferable. But at least in
the case of the CMSSM parameter determination considered in this thesis, it turns out that the present
statistical uctuations of the observables are a heavy burden for the described 2{minimization.
In the following, the dierence between the measurement M and a prediction P is calculated with
2MP =
X
m;n
(OMm  OPm)V  1mn(OMn  OPn ) (7.1)
which is the same formula as equation (5.1) used for the discrimination of two data sets. The m{th
observable for the measurement is labeled OMm and for the prediction O
P
m. The inverse covariance
matrix V  1 is determined with the covariance matrix entries
Vmn = cov(O
M
m ; O
M
n ) + cov(O
P
m; O
P
n ) (7.2)
which is the same equation as formula (5.2). The observables and the corresponding covariance matrix
(version \b") are listed in Chapter 4. The double sum in equation (7.1) runs over all observables
which fulll the following required (class) event numbers. For a measurement (and a prediction)
based on an integrated luminosity of 10 fb 1 the total number of events after cuts is considered, if
either the measurement or the prediction has at least one event after cuts. The event fraction nc=N
for a particular class c is taken into account, if the class c contains at least ten events either for the
measurement or the prediction. All other observables have to be based on at least ten class events,
both for the measurement and for the prediction. These are the same minimal numbers as the ones
used for the neural networks. The minimal numbers are partly dierent to the ones listed in Table
5.1, which were used for the discrimination of the degenerate pairs in the rst part of this thesis.
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For the same integrated luminosity of 10 fb 1, the average number of events after cuts is with around
25,000 for the parameter sets from the degenerate pairs much higher than for the investigated CMSSM
reference points with around 1,000. Against this background, the chosen minimal numbers showed
better results than the previous higher ones with 50 for the observables nc;b=nc and hjic and 500 for
nc;+=nc and nc; =nc.
The 2{minimization is done in three steps. In the rst two steps the measurement is compared to
dierent predictions, and the corresponding 2MP are calculated with equation (7.1). The measurement
as well as all simulated predictions are based on an integrated luminosity of 10 fb 1. The more similar
the measurement and a prediction are, the smaller is the value of 2MP . The searched CMSSM
parameters are found by minimizing 2MP . In the third and last step the errors of the found CMSSM
parameters are estimated.
The rst step of the 2{minimization should give a rough estimation of the CMSSM parameters
belonging to the investigated measurement. This is done by running a simple simulated annealing
algorithm. In each step of the algorithm a prediction is simulated for certain CMSSM parameters
(picked randomly from stepwise xed ranges) and compared to the measurement. The resulting value
of 2MP is then compared with the so far minimal value from the previous steps. If the new value for
2MP is smaller than or equal the existing minimum, it is dened as the new minimum and the CMSSM
parameters from the current prediction are saved as the best ones reproducing the measurement. On
the other hand, if the new value for 2MP is greater than the existing minimum, there is still a
certain probability that the worse value is dened as the new minimum. This probability decreases
exponentially with the dierence of the new and old value of 2MP . This should prevent the algorithm
from getting stuck in a local minimum. The value of a particular CMSSM parameter is changed as
long as a new minimum is found or a maximum number of tries is reached. During this changes all
other parameters stay constant. In the following, the next CMSSM parameter is changed and this
procedure is repeated as long as a maximum number of steps (here 250) is reached. In total, every
CMSSM parameter is scanned multiple times to improve its determination.
There was not much eort put into choosing the values of the available parameters in the simulated
annealing algorithm. The goal of the rst step is just getting a rough estimation of the location of
the searched CMSSM parameters. This location is used as a starting point for the second step of
the 2{minimization. In this step, 2MP is minimized using the algorithms \Simplex" and \Migrad"
of TMinuit [17] in the data analysis framework ROOT [18]. The allowed ranges of the CMSSM
parameters in the algorithms have to be specied to prevent the simulation of problematic parameter
sets. In particular if jA0j is much bigger than the chosen m0, this can lead to problems in the spectrum
generation. Therefore, the main reason for doing a rough estimation of the CMSSM parameters in
the rst step is to be able to make a sensible choice for the allowed parameter ranges. Additionally,
the algorithm has a better performance if the starting point is near the minimum and the distance to
the minimum can very roughly be estimated (using the p{value of the starting point).
The CMSSM parameters found at the end of the second step have almost vanishing estimated errors,
especially too small to be correct. This wrong error estimation should be caused by the statistical
uncertainty of the simulated predictions, being present for an integrated luminosity of 10 fb 1. The
minimum of 2MP found at the end of the second step should be located at an extreme statistical
uctuation too lower values of 2MP in a region of low values for 
2
MP . The variation of the CMSSM
parameters becomes very small at the end of the algorithm. From the location of an extremely
negative uctuation, a small parameter variation would then lead to a steeply increasing 2MP . As
a consequence, the algorithm would conclude a very narrow quadratic form around the minimum of
2MP . Since the broadness of the curve corresponds to the errors of the found CMSSM parameters,
this translates into very small errors.
One way of xing this problem should be the reduction of the statistical uncertainties of the pre-
59
7. Results of the CMSSM Parameter Determination
diction by increasing the luminosity. The increase of the luminosity comes along with the increase of
the simulation time, since the algorithm and in particular the generation of events with Herwig++
runs here only on one computer processor and the predictions are simulated one after the other. In
particular, the statistical uncertainty decreases only inversely to the square{root of the number of
generated events, while the simulation time increases linearly. Therefore, the simulation of hundreds
of predictions with a high (enough) integrated luminosity leads to an impractical simulation time.
Although the integrated luminosity was increased to 500 fb 1 for a test case, this did not turn out to
be enough to solve the problem of the extreme statistical uctuations.
In the third step of the described 2{minimization the errors of the CMSSM parameters associ-
ated with the considered measurement should be determined. To do so, 500 predictions randomly
distributed around the second step minimum are simulated (on multiple processors) each for an in-
tegrated luminosity of 500 fb 1. These predictions are compared with the measurement and the
corresponding values of 2MP are calculated. Note that for the comparison of a 10 fb
 1 measurement
and a 500 fb 1 prediction, the total number of events after cuts and the corresponding variance for
the prediction is divided by 50. The distribution of 500 values of 2MP is in the following tted to the
four{dimensional quadratic function 2(m0; m1=2; tan; A0) with
2 = 2min +
2
= 2min +
0BB@
m0  mmin0
m1=2  mmin1=2
tan   tanmin
A0  Amin0
1CCA
T
 V  1 
0BB@
m0  mmin0
m1=2  mmin1=2
tan   tanmin
A0  Amin0
1CCA : (7.3)
In this function, 2min = 
2(mmin0 ; m
min
1=2 ; tan
min; Amin0 ) is the minimal value of 
2, and mmin0 , m
min
1=2 ,
tanmin and Amin0 are then the values of the CMSSM parameters, which would be associated to the
searched values of the measurement. These determined values for the measurement are in general
dierent to the values which are found at the end of the second step of the described 2{minimization.
The matrix V  1 is the inverse of the symmetric covariance matrix which includes the searched four
variances and six covariances of the CMSSM measurement parameters. So in total, 15 free parameters
are included in equation (7.3). The advantage of using so many predictions at the same time for the
determination of the errors is that ideally the statistical uctuations cancel out.
The t of 2(m0; m1=2; tan; A0) is done using the algorithms \Simplex" and \Migrad" in TMinuit
again. In practice, the summed quadratic dierences
500X
i=1
(2MP; i   2(mi0; mi1=2; tani; Ai0))2
(2MP; i)
d
(7.4)
are minimized. The i{th of the 500 predictions has the parameter values mi0, m
i
1=2, tan
i and Ai0,
the real value 2MP; i from the comparison with the measurement and this real value is compared to
the with current t parameters computed value 2(mi0; m
i
1=2; tan
i; Ai0). The t parameters which
should be determined are 2min, m
min
0 , m
min
1=2 , tan
min, Amin0 and the entries of V
 1. The value of
the parameter d determines the inuence of the lower and the higher values of the 2MP; i on the t.
A high positive value of d reduces the inuence of higher 2MP; i on the t, i.e. points which are in
general farther away from the minimum are suppressed. Such a reduction could make sense if the
2{distribution does not follow a quadratic form far away from the mininum. This could be caused
by a dramatic change of the supersymmetric spectrum for CMSSM parameters far away from the
minimum (because e.g. decay branches open or close).
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Doing the t, it turns out that the choice of d in equation (7.4) has a relatively big inuence on the
results. With the present information it is impossible to decide which t is the best one. A solution
for this dilemma is the consideration of (correlated) Gaussian distributed measurement copies similar
to the error determination for the neural network described in Subsection 6.2.3. In the following,
1,000 Gaussian distributed copies of the 10 fb 1 measurement are created. These 1,000 copies are
each compared with 500 simulated predictions. The resulting 1,000 2{distributions with each 500
points are tted as described above with equations (7.3) and (7.4).y Each of these ts gives values for
the CMSSM measurement parameters mmin0 , m
min
1=2 , tan
min and Amin0 . Since the measurements are
Gaussian distributed, also the tted CMSSMmeasurement parameters should be Gaussian distributed.
As a consequence, the forms of the distributions for the four CMSSM measurement parameters prove
the quality of the ts and in particular the choice of the parameter d in equation (7.4). The square{
roots of the variances of the Gaussian distributions give the searched CMSSM measurement parameter
errors.
Finally, the results for the 2{minimization are presented, exemplary for reference point 4. Figure
7.8 shows the tted Gaussian distributions of the four CMSSM measurement parameters originating
from 1,000 Gaussian distributed measurement copies. The ts done to determine the CMSSM mea-
surement parameters used d = 3 in equation (7.4). The shown distributions do not clearly follow
Gaussian distributions. In particular the tails decline too slowly. This indicates that the parameter
errors determined with these distributions are not completely reliable. The reliability of the results,
i.e. the form of the Gaussian distributions, can probably be improved by using more than 500 2MP {
points for each measurement t. Figure 7.9 shows for example the distribution for the parameter m0
using only 300 2MP {points for each t. The results in Figures 7.8 and 7.9 are somewhat dierent with
m0 = (404:5 134:5)GeV and m0 = (398:5 152:8)GeV. Compared to the t with 500 2MP {points,
the one using 300 2MP {points has a somewhat worse behavior at the tails. However, the dierence
between using 300 and 500 2MP {points is not very big. This indicates that a signicant improvement
probably can only be expected using many more than 500 2MP {points for each CMSSM parameter
t. This obviously would require a much higher computational eort which is not feasible with the
existing computing resources in a reasonable amount of time.
The same procedure described above can be done for a measurement with higher luminosity. The
resulting distributions of the CMSSM measurement parameters should lead to appropriately smaller
errors for the parameters. Increasing the integrated luminosity to 500 fb 1 compared to 10 fb 1 should
lead to Gaussian errors which are reduced by around a factor of
p
50  7.z Figure 7.10 shows the m0{
distribution created with Gaussian distributed measurement copies with an integrated luminosity of
500 fb 1 and using 500 2MP {points as well as d = 3 in equation (7.4) as before. The resulting standard
deviation can be compared to the one for a 10 fb 1 measurement in Figure 7.8. The reduction from
10m0 = 134:5 to 
500
m0 = 83:5 is with a factor of approximately 1.6 much smaller than the assumed
factor of around 7. Additionally to the previously seen non{perfect Gaussian form of the distribution,
this questions the reliability of the found parameter errors.
Furthermore, Figure 7.11 shows the m0{distribution for a 500 fb
 1 measurement, setting d = 2
or d = 4 in equation (7.4) of the tting procedure instead of d = 3 as done before in Figure 7.10.
As mentioned before, the ts obviously depend relatively strongly on the choice of d, as can be
seen in the shown distributions. In particular, the estimated errors dier by a factor of two four
yNote that \only" 1; 000 measurement copies (instead of 100; 000 copies like for the neural network output distributions)
are used, since each resulting 500 point 2{distribution has to be tted using \Simplex" and \Migrad". Such a t
takes a non{negligible amount of time.
zThe minimal (class) event numbers required for the comparison of the measurement with a prediction, both for an
integrated luminosity of 500 fb 1, are increased by a factor of 50 (compared to 10 fb 1) to 50 for the total number of
events after cuts and 500 for all other observables.
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Figure 7.8.: Fitted Gaussian distributions for reference point 4 with an integrated luminosity of 10 fb 1
determined by the 2{minimization. The unit for m0, m1=2 and A0 is GeV. 1,000 Gaus-
sian distributed measurement copies are each compared with 500 predictions with an
integrated luminosity of 500 fb 1. The 500 values of 2MP are each tted to determine the
CMSSM measurement parameters, with d = 3 in equation (7.4). The determined CMSSM
measurement parameters are tted in the four histograms. \Mean" and \RMS" are the
usual mean value and standard deviation of the entries in the histograms. The other
parameters are included in the Gaussian t g(x) = p0  exp( 1=2  [(x  p1)=p2]2) with x
being the appropriate CMSSM parameter. The searched values are located in the middle
of the lower axes, i.e. m0 = 400GeV, m1=2 = 700GeV, tan = 30, and A0 = 0GeV.
Figure taken from [2].
62
7.2. Comparison with a 2{Minimization
Figure 7.9.: The same m0{distribution as the one in Figure 7.8, but using only 300 instead of 500
2{points for each CMSSM measurement parameter t.
both distributions. However, note that the determined values of the CMSSM parameters are for all
shown distributions in Figures 7.8 to 7.11 less than one estimated standard deviation away from the
true values. Furthermore, each of the 1; 000 measurement copy ts gives next to the central values
mmin0 , m
min
1=2 , tan
min and Amin0 also values for the corresponding standard deviations in equation
(7.3). These values for the standard deviation have around the same order of magnitude as the errors
estimated with the Gaussian ts in Figures 7.10 and 7.11. However, the values for the 1; 000 ts
uctuate quite a lot, and in particular much more than the central values.
Overall, the current results for the 2{minimization are not satisfying. Although the determination
of the searched CMSSM parameters works in principle, the computed errors seem to be rather a rough
estimation for the true errors. This probably can be improved by further increasing the integrated
luminosity of the simulated predictions and especially simulating a higher number of them for the
third step. But in contrast to the rst expectation, this would further increase the amount of eort
connected to the 2{minimization. Comparing the results and the spent eort to the neural network
method, at this moment it seems to be more reasonable to put no further work into the described 2{
minimization. The parameter determination using neural networks seems to give better (for 10 fb 1
of data for m0 and m1=2 around two to three times smaller errors, for 500 fb
 1 an order of magnitude
smaller) and in particular more reliable results for a comparable amount of eort. In particular, it
seems that also putting much more computational eort into the 2{minimization would still lead to
results which are worse than the results for the neural networks.
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Figure 7.10.: The same m0{distribution as the one in Figure 7.8, but using 500 fb
 1 instead of 10 fb 1
measurement copies. Figure taken from [2].
Figure 7.11.: The same distribution as in Figure 7.10, but using the factor d = 2 (left) and d = 4
(right) instead of d = 3 in equation (7.4) of the tting procedure. Figure taken from [2].
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8. Summary and Outlook
In this thesis the supersymmetric parameter determination at the LHC with the help of neural networks
was studied. For this purpose, 84 mostly counting observables were dened in Chapter 4 to record the
information about measured events at the LHC. For the remaining part of this study, it was essential
that the variances and covariances of the observables are known. In the rst part of this thesis, the
usefulness of the observables for supersymmetric parameter determination was checked. To do so, 283
pairs of parameter sets for a MSSM with 15 parameters were investigated. In reference [5], these pairs
were claimed to be indistinguishable for an experiment at the LHC with a center of mass energy of
14TeV and 10 fb 1 of accumulated data. The data sets of the supposedly non{discriminable pairs
have on average around 25,000 events after cuts, i.e. a relatively large number. Therefore, such an
indistinguishability could generally doubt the capability for the determination of many supersymmetric
parameters at the LHC.
In contrast to [5], the in Chapter 5 described comparison of two dierent data sets by calculating
a single 2{variable takes the correlations of the observables into account. Because of the enormous
number of 1,808 mostly kinematical observables used in their data set comparison, this was not done
in [5]. The consideration of correlations ensures the statistical validity of the used comparison method,
as was explicitly checked in Section 5.1. Furthermore, initial state radiation as well as the underlying
event were included in the simulation of the events.
It turned out that 260 of the 283 pairs could be discriminated with 95% condence level using
the 84 observables within the described comparison method, assuming the same systematic errors
as reference [5]. Without systematic errors even all pairs could be distinguished. Furthermore, the
inuence of Standard Model background was explored. The consideration of SM backgrounds and
systematic errors led to 46 pairs which could not be distinguished with 95% probability, whereas
without systematic uncertainties only one pair could not be discriminated. Systematic errors therefore
seem to have a stronger inuence on the parameter discrimination than SM background. Note here
that the supersymmetric cross{sections of the parameter sets within the 283 pairs are relatively high. A
proper handling of systematic errors is therefore necessary, whereas for the experimental uncertainties
this only can be done accurately by the corresponding experimental groups. To reach the relatively
small systematic errors, which were used, the inclusion of quantum corrections for all relevant cross{
sections as well as branching ratios is needed.
Overall, this result mitigates the LHC inverse problem, meaning that a measurement could not be
uniquely assigned to certain parameter values of a supersymmetric theory, even if a relatively large
number of events is measured. Using the right observables, generally for most supersymmetric param-
eters it seems to be possible to discriminate data sets resulting from dierent parameter choices. On
the other hand, this result indicates the usefulness of the used observables for the direct determination
of the supersymmetric parameter values from a measurement. Therefore, in the second part of this
thesis the observables were used as input values for neural networks.
Neural networks are trained to nd the mapping between the measured observables and the pa-
rameter values of the considered supersymmetric theory. In this thesis the considered supersymmetric
theory is the CMSSM, which only has 4 continuous parameters and a sign choice. Note that the sign
of  was xed to positive values. The low number of free parameters reduces the amount of neces-
sary computations and therefore respects the limited, available computing resources. However, the
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described neural network method can just as well and easily be used for a supersymmetric theory with
more parameters, only with the consequence that the computational eort is higher. In particular, the
method can also be used for any other non{supersymmetric theory as long as appropriate observables
are used.
The goal of the neural network learning process is the ability of the network to determine the un-
known parameter values and their corresponding errors for an existing measurement. The key for a
successful learning process is the consideration of the statistical uncertainties of the observables. First
of all, statistical uncertainties were reduced by simulating with 500 fb 1 a much higher integrated
luminosity for the training and control sets than for the considered 10 fb 1 measurements. Addi-
tionally, only observables were considered, which were based on a minimal number of events. For
each training set, (correlated) Gaussian distributed copies were created with the consequence that the
neural network learning process was confronted with the relative observable uncertainties and could
reduce the weights for less exact observables. This measure led to an improvement of around 24%
for the considered estimated standard deviations. Furthermore, for each CMSSM parameter a single
network was created, which should allow an easier specialization on the parameter, meaning that the
determination is improved. The creation of a single network also needs less computation time than
the creation of a bigger network for all four parameters.
In contrast, the in Section 7.2 processed 2{minimization showed the challenges arising from the
statistical uctuations. At least with the used 2{minimization method, it would take large compu-
tational eorts to get reliable results, since many parameter points with a high integrated luminosity
have to be generated. Additionally, the estimated standard deviations for m0 and m1=2 were two to
three times bigger than the ones determined with the neural networks for 10 fb 1 of data. From this
perspective the amount of eort put into the creation of neural networks seems to be worth it. In
particular, the uncertainties of the generated training and control sets for the neural networks should
be (much) smaller than the error of the measurement to achieve reliable results. On the other hand,
for any kind of 2{minimization, the uncertainty of the calculated 2MP between the measurement
and a prediction needs to be (much) smaller than the change of 2MP , which is induced by a change
of the CMSSM parameters of the prediction. Since the changes of the CMSSM are at the end of a
2{minimization usually quite small, also the changes of 2MP would be very small. Therefore, the
integrated luminosity for the predictions has to be very high. The neural network approach should
generally give better results for a similar (or smaller) computational eort.
Furthermore, an outstanding property of the neural network is the fact that it can be used for the
whole considered parameter region to determine unknown parameters from a measurement, and not
only for one specic measurement. If only one measurement is available, this is of course no advantage
compared to something like a 2{minimization, although on the other hand, a neural network can be
created even before a measurement is available. Additionally, the adaption of the input normalization
and the required minimal numbers permits the determination of parameters for an arbitrary integrated
luminosity (much) smaller than the one of the training and control sets.
For all four CMSSM reference regions, i.e. for qualitively dierent scenarios, the common scalar
mass m0 as well as the common gaugino mass m1=2 can already be determined relatively well for an
integrated luminosity of 10 fb 1 with around 1; 000 events after cuts. The relative errors ofm0 go down
to 4:5% and for m1=2 even to 1%. On the other hand, the other two continuous CMSSM parameters
tan and A0 could at best be determined very roughly. Increasing the integrated luminosity to
500 fb 1 improves the determination of m0 for the four reference points to around 0:5 to 3%. The
parameter m1=2 is always determined with a relative error well below 1%. Also the parameters tan
and A0 can be determined quite accurately. The absolute errors for tan are for three points smaller
or equal around 2. The errors for A0 are around 25 to 35% compared to the input value of m0.
Furthermore, most correlations between the CMSSM parameters are quite small.
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The errors of the parameters could be determined with two dierent methods based on the knowledge
of the variances and covariances of the measured observables, namely with the creation of Gaussian
distributed measurement copies as well as with the propagation of uncertainties. The results of both
methods are consistent. This reassures the reliability of the given results. Furthermore, the form of
the output distribution resulting from the Gaussian distributed input distribution gives, next to the
normalized control error, a handle for the performance of the neural network imitating the searched
function. Note that the performance of the created neural networks can potentially and probably
somewhat be improved by either changing the number of hidden neurons or increasing the number of
training sets. However, at least for reference point 4 there was no signicant change using one and
a half times more training sets for the creation of the neural networks. Therefore, for the considered
reference points the number of used training sets overall seems to be sucient. For measurements
which lie closer to the edges of the investigated parameter space, the use of more training sets may
improve the parameter determination, as indicated by the considered dierent point in region 4. If for
the creation of neural networks for a bigger part of the parameter space or a dierent physics model
than the CMSSM more training sets or hidden neurons are needed, it could be sensible to make the
learning procedure faster, i.e. reducing the amount of necessary computations. This could for example
be done by approximating the Hessian matrix instead of explicitly calculating it, as it is done here and
described in Appendix C. Furthermore, another set{up for the neural network, e.g. by introducing
one (or more) additional layer(s) of hidden neurons, could allow the nding of the searched function
between observables and parameters with less network weights, which then should lead to a faster
learning process.
The results of the neural networks may be improved by using additional observables. E.g. so far only
one kinematical observable per class is used. Additional information like kinks or edges of kinematical
distributions may be included and deliver additional useful information for the determination of the
searched parameters. However, the correlations of any new observable to the existing observables
needs to be known. On the other hand, some of the used observables may not be needed since
they do not deliver signicant information for the determination of the CMSSM parameters. The
connections from such observables should have low weights within the created neural networks, because
their unimportance for the parameter determination should be recognized in the described learning
procedure. However, the non{consideration of these observables should reduce the computational
eort for creating the networks.
Furthermore, the knowledge of the mass and couplings of one of the CP{even neutral Higgs bosons
should highly reduce the available parameter space. As mentioned earlier, the considered reference
points do not respect the mass of the almost certainly found 125GeV Higgs boson [16]. Consid-
ered supersymmetric scenarios should obviously agree with the experimental information. However,
the purpose of this work was only to examine the performance of neural networks for parameter de-
termination for dierent kinds of supersymmetric scenarios. The consideration of less constrained
supersymmetric models than the CMSSM should also still allow similar scenarios in agreement with
the experimental Higgs data.
The used selection cuts were not optimized for the dierent parameter regions, but instead should
just give a generally satisfying reduction of the Standard Model background, as shown in Subsection
5.2.2. An optimization could probably further improve the results. However, taking the fact that
the LHC is running and therefore potentially in the upcoming years some kind of supersymmetric
signal is discovered, if at all, such an optimization seems to be more appropriate at that point of time.
Furthermore, systematic errors as well as Standard Model backgrounds were not considered within
the neural network parameter determination. As was seen in Subsection 5.2.2, the used observables
were still useful for the discrimination of dierent parameter sets, even when SM background and
systematic errors were taken into account, which in particular means that the observables could still
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show signicant dierences for dierent parameter choices. Depending on the size and the properties
of the background events, i.e. how strongly the supersymmetric signal is \covered", the estimated
CMSSM parameter errors should increase appropriately after the inclusion of SM backgrounds and
systematic errors. However, the basic determination of the parameters using neural networks should
still work.
Overall, the described neural network approach delivers quite compelling and in particular statis-
tically quite reliable results for the determination of supersymmetric parameters at the LHC. Even
though it was only applied on a supersymmetric theory with four continuous parameters, it can easily
be expanded to multiple parameters by just creating additional networks for each additional param-
eter. The method seems to be generally very useful for the determination of the parameters of an
arbitrary (also non{supersymmetric) theory.
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A. Denition of the Observables
This appendix is published in the same form in [1]. In this Appendix we describe in detail how our
observables are dened. In particular, charged leptons and jets have to fulll certain acceptance cuts
to be counted. The {jets which arise from hadronically decaying {leptons are in general just called
taus here. The determination of b{ and non{b{jets is also explained in the following. The nal sections
deal with the calculation of the missing transverse momentum pT and the observable HT .
Note that we count visible particles as measurable, only if they have pseudorapidity jj < 5; neutri-
nos and the lightest neutralino are not considered visible, since they (usually) do not interact in the
detector.
A.1. Electrons and Muons
We only consider isolated electrons and muons, i.e. a charged lepton l has to fulll the following
criteria:
 jlj < 2:5
 plT > 10GeV
 For all measurable particles with R =
p
(l   )2 + (l   )2  0:2 the transverse energy ET
is summed. This sum has to be
P
ET < 5GeV
A.2. Taus
Only hadronically decaying taus, i.e. {jets, are considered here; the electrons and muons produced
in leptonic {decays are counted as all other charged leptons, if they satisfy the criteria listed in
the previous section. We use generator information to check whether a given {lepton indeed decays
hadronically. The four{momentum p of the {jet is then dened as the dierence between the four{
momentum of the parent {lepton and the four{momentum of the corresponding  . We impose the
following acceptance cuts on the {jets:
 j j < 2:5
 pT > 20GeV
Furthermore, the {jet should be isolated, i.e. there must not be any charged hadrons with pT > 1GeV
and no photons with pT > 1:5GeV within a cone R =
p
(   )2 + (   )2 < 0:5 around the tau;
note that this condition is usually more stringent than that used for electrons and muons. Moreover,
a {jet satisfying all conditions is only tagged with a 50% probability. Recall also that some 35%
of all {leptons decay leptonically. Altogether we thus see that a sample of events containing equal
numbers of electrons, muons and {leptons with identical kinematical distributions would indeed yield
equal numbers of observed electrons and muons in our simulation, but far fewer identied {leptons.
Note nally, that identied {jets are not included in the identication of other jets.
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A.3. Jets
Jets are determined with the program FastJet [13] using the anti kt algorithm. All measurable
particles are taken into account, except for isolated electrons and muons that satisfy the criteria of
Section A.1 as well as isolated {jets dened in Section A.2. We use the following parameter choices
for the jet nding algorithm:
 double dou R = 0.5
 fastjet::RecombinationScheme RecSch scheme = fastjet::E scheme
 fastjet::Strategy Stra strategy = fastjet::Best
! fastjet::JetDenition JetDef def(JetAlgo algo, dou R, RecSch scheme, Stra strategy)
Reconstructed jets are only counted if they satisfy:
 pjT > 20GeV
 jj j < 4:8
In order to determine whether a given jet originates from a b{quark, we rst check the progenitors of
all particles in the jet (except for the photons). All particles that originate from the decay of one of the
b{hadrons B0, B0, B+, B , B0s , B0s , 0b or 
0
b
are marked. If a jet contains at least one such particle
and the pseudorapidity fullls jb jetj < 2:5, then the jet is identied as a b{jet at the generator level.
Note that the number of b{jets could dier from the number of decaying b{hadrons already at this
stage. In particular, the products of multiple b{hadrons could end up in one jet, which is not unlikely
if the two corresponding b{quark momenta are nearly parallel to each other. In principle the decay
products of one b{hadron could end up in multiple jets, but this happens only rarely. Finally, a b{jet is
only tagged with a 50% probability. All jets which are not tagged as b{jets are counted as non{b{jets.
Note that we ignore the possibility that jets which do not originate from a b{quark are tagged as b{jets
(false positive tags).
A.4. Missing Transverse Momentum
In the simulation the transverse momentum vectors of all measurable particles are added. The missing
transverse momentum ~pT is the negative of this sum, ~pT =  
P
i
~pi;T . Our event selection includes a
cut on the absolute value of this quantity, pT = j~pT j.
A.5. HT
HT is dened as the sum of the transverse momenta of all hard objects and the absolute value of the
missing pT . Hard objects are all isolated leptons and jets that satisfy the criteria outlined above.
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This appendix is published in the same form in [1]. As well known, the production of heavy super-
particles can be detected at the LHC on top of SM backgrounds only after cuts have been applied to
reduce these backgrounds. We apply three dierent sets of selection cuts, depending on the number
and charge of identied leptons. Note that we include identied {jets as leptons for the purpose of
dening these cuts. In the following, we outline cuts for events with at most one lepton, events with
exactly two opposite{charged leptons, and events containing at least two leptons of the same charge
(and possibly some additional lepton(s) of arbitrary charge). All leptons and jets have to satisfy the
criteria described in Appendix A.
B.1. Events with at Most One Lepton
We impose the following cuts:
 pT > 200GeV
 HT > 1000GeV
Additionally there are either exactly two or at least four jets, on which we apply the following cuts:
B.1.1. Two Jets
This event sample will get contributions from squark pair production if at least one squark decays
directly to the lightest neutralino (possibly plus very soft particles).
 EjT > 300; 150GeV for the hardest and second{hardest jet
 There are no additional jets with transverse energy EjT > 30GeV and no b{jets; this is intended
to reduce backgrounds from top production
 mjj > 200GeV
 If there is exactly one lepton, then its transverse mass with the missing transverse momentum
in the event should fulll mT (~p
l; ~pT ) > 80GeV; this suppresses backgrounds where the missing
pT comes from W
 ! ll decays. This event sample will get contributions from squark pair
production where exactly one squark decays into a chargino which in turn decays leptonically.
B.1.2. Four or More Jets
This event sample will get contributions from gluino pair production, and from squark production in
the presence of long decay chains and/or additional QCD radiation.
 EjT > 100; 50; 50; 50GeV for the four hardest jets
71
B. Selection Cuts
 Find the smallest invariant mass of two of the four hardest jets,mjjmin (there are six combinations).
Find the smallest invariant mass of three of the four jets, m3jmin (there are four combinations).
At least one of the following three requirements has to be fullled, in order to suppress tt
backgrounds:
Either: mjjmin > 100GeV
Or: m3jmin > 200GeV
Or: None of the four jets is a b{jet
 If there is exactly one lepton then its transverse mass with the missing transverse momentum
in the event should fulll mT (~p
l; ~pT ) > 80GeV; this again suppresses backgrounds where the
missing pT originates from a W{decay
B.2. Events with Two Opposite{Charged Leptons
We impose the following cuts:
 pT > 100GeV
 If the two leptons are a e+e  or a +  pair their invariant mass should satisfy one of the
following requirements, which will remove events where the leptons come from a Z ! l+l 
decay:
Either: mll  75GeV
Or: mll  105GeV
In addition, we demand that the event contains either no, at least three or at least four jets; in the
latter two cases we apply additional cuts in order to suppress the tt background:
B.2.1. No Jets
 There are no jets with EjT > 30GeV
B.2.2. Three or More Jets
 There are at least three jets with EjT > 100; 100; 50GeV
 None of the three highest EjT jets has been tagged as a b{jet
B.2.3. Four or More Jets
 There are at least four jets, with EjT > 100; 50; 50; 50GeV
B.3. Events with at Least Two Leptons of the Same Charge
We impose the following cuts:
 pT > 50GeV
 pT > 3 
p
HT (in GeV). This is intended to suppress events where the missing pT is due to
mismeasurements; for example it is not unlikely to nd 1TeV measured energy accompanied by
more than 50GeV missing transverse momentum
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B.3. Events with at Least Two Leptons of the Same Charge
 Now consider all lepton pairs with opposite charge but same avor, i.e. e+e ; +  or + .
If there is no such lepton pair, the event is accepted. Otherwise, we impose the following two
additional cuts:
If the event contains exactly three charged leptons, dene the third lepton l3 as the one
not counted in the opposite{charged same{avored lepton pair. The event then has to satisfy
mT (~pl3 ; ~pT ) > 80GeV. If all three leptons are of the same avor, there are two possible l
+l 
pairs, and hence two possible choices for l3; in this case this last cut has to be satised for both
choices.
In addition, each l+l  pair must be an e+e  or +  pair with invariant mass below 75GeV
or above 105GeV (to suppress Z ! l+l  backgrounds), or the event must contain at least two
jets with EjT > 100; 100GeV
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C. Calculation of Neural Network Weights
This appendix is published in a similar form in [2]. In this appendix we look at the calculation of
the weights of a neural network with 84 + 1 input, v + 1 hidden and 4 output neurons. We combine
all weights in one vector ~w, which rst v  85 entries are from the rst weight layer and the following
4  (v + 1) entries are from the second weight layer:
~w = (w1; : : : ; wW )
T
= (w1; : : : ; wv85; wv85+1; : : : ; wW )T
=

w
(1)
10 ; w
(1)
11 ; : : : ; w
(1)
1 84; w
(1)
20 ; : : : ; w
(1)
v 84; w
(2)
10 ; : : : ; w
(2)
4v
T
In total the weight vector has W = v  85 + 4  (v + 1) entries. The change from one to two indices is
done like wk = w
(1)
ai with k = 1; : : : ; v 85, a = dk=85e (The number is rounded up, i.e. e.g. d1=85e = 1
or d1e = 1) and i = [(k   1) mod 85]. The same is done for the second layer weights wl = w(2)rb with
l = v  85 + 1; : : : ; W , r = d(l   v  85)=(v + 1)e and b = [(l   1  v  85) mod (v + 1)].
C.1. First Step
In the beginning of learning step t the weight vector is labeled ~wt. As mentioned in Subsection 6.1.2,
the rst weight vector ~w1 is chosen randomly with Gaussian distributions. To calculate the new
weights in the rst step, we set the rst search direction (for better weights) to ~s1 =  ~g1 equal to the
negative gradient. The rst step gradient vector ~g1 = ~g(~w1) = ~rF (~w1) is calculated using the error
function
F =
NX
n=1
Fn =
NX
n=1
1
2

~yn(~xn)  ~kn
2
: (C.1)
As before, N is the number of training sets and ~yn(~xn) the network output for the normalized input
~xn from training set n. The correct inversely normalized CMSSM output of the training set is labeled
~kn. The normalizations are done as written in equations (6.5) and (6.8). Using equations (C.1), (6.1)
and (6.2) the rst v  85 entries in the gradient vector are
~rkF (~w) = @F
@wk
=
@F
@w
(1)
ai
=
NX
n=1
(1)na x
n
i (C.2)
and the following 4  (v + 1) entries are
~rlF (~w) = @F
@wl
=
@F
@w
(2)
rb
=
NX
n=1
(2)nr h(z
n
b ) : (C.3)
75
C. Calculation of Neural Network Weights
The function h stands for the hidden neuron processing function with h(znb ) = tanh(z
n
b ) and 
(1)n
a with
a = 1;    ; v and (2)nr with r = 1;    ; 4 are abbreviations for:
(1)na =
4X
r=1
@Fn
@ynr
@ynr
@zna
=
 
4X
r=1
(2)nr w
(2)
ra
!
 h0(zna ) (C.4)
(2)nr =
@Fn
@ynr
= ynr   knr (C.5)
The rst derivative of the hidden neuron function is h0(znb ) = (1  tanh2(znb )).
C.2. Repeated Steps
The following calculation steps are repeated as long as the desired \best" weights are found. The
calculation of the new weight vector is done in step t with the formula
~wt+1 = ~wt + t ~st (C.6)
with the search direction ~st and the coecient t, which can be calculated using the Hessian matrix
Ht in step t like
t =   ~s
T
t ~gt
~sTt Ht ~st
: (C.7)
The explicit calculation of the Hessian matrix is shown at the end of this appendix. With the new
weights the normalized control error from equation (6.9) can be calculated and depending on the
stopping criterium the learning process would be nished. We take the smallest control error as
stopping criterium and nd it by looking at the error evolution of the following learning steps. Note
that the global minimum of the control error could be missed, if there is a relatively deep and broad
local minimum at an earlier learning step. The error would increase behind such a minimum for a
relatively high number of learning steps and the learning procedure could be stopped before the error
(unexpectedly) decreases again. This situation is tried to be avoided by looking at a quite high number
of steps (usually around 100) after the found minimum.
If the stopping criterium is not fullled, the new gradient vector ~gt+1 would be calculated followed
by the calculation of the new search direction with
~st+1 =  ~gt+1 + t ~st : (C.8)
The coecient t is calculated using the Hessian matrix like
t =
~gTt+1Ht ~st
~sTt Ht ~st
: (C.9)
In practice a minimum is determined by comparing the current value of the normalized control error to the value three
steps earlier. If the earlier value was smaller, this earlier value would be denoted as a \minimum". In the following,
the learning procedure is restarted from this minimum and continued for at least a certain number of steps (e.g. 20).
Note that the control error evolution with such a restarting looks somewhat dierent compared to an error evolution
without such breaks, because the calculation of the search direction diers between the rst and all other steps.
However, the nal minimum should not be very dierent and in particular not more dierent than a minimum which
would be found using dierent randomly chosen original rst weights. Furthermore, the requirement of continuing
the learning procedure for a certain number of steps could in principle lead to the missing of a very close better
minimum. However, especially around the global minimum the control error (and weights) usually change only very
little, i.e. the improvement of such a missed \better" minimum normally should be negligible.
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Now the next step t! t+ 1 starts by calculating the new weights with equation (C.6) again.
C.3. Hessian Matrix
The symmetric Hessian matrix with dimension W diers from step to step. In a particular step the
entries are
Hkl =
@2F
@wk@wl
; (C.10)
with wk being the k{th entry of the weight vector ~w. We can distinguish three dierent cases, rst,
both weights are from the rst layer, second, both weights are from the second layer and third, one
weight is from the rst the other one from the second weight layer:
1) Both weights are from the rst weight layer, i.e. k; l = 1; : : : ; v  85:
Hkl =
@2F
@wk@wl
=
NX
n=1
@2Fn
@w
(1)
ai @w
(1)
bj
=
NX
n=1
@
@w
(1)
ai
(
(1)n
b x
n
j )
=
NX
n=1
@
@w
(1)
ai
" 
4X
s=1
(2)ns w
(2)
sb
!
 h0(znb )
#
xnj
=
NX
n=1
" 
4X
s=1
w(2)sa w
(2)
sb
!
h0(zna )h
0(znb ) + ba
 
4X
s=1
(2)ns w
(2)
sb
!
h00(znb )
#
xni x
n
j
This can be checked using the formulas (C.1), (C.4), (C.5), (6.1) and (6.2). The second derivative
of the hidden neuron processing function is
h00(z) = 2 tanh(z) (tanh2(z)  1) = 2h(z) (h2(z)  1) : (C.11)
2) Both weights are from the second weight layer, i.e. k; l = v  85 + 1; : : : ; W :
Hkl =
@2F
@wk@wl
=
NX
n=1
@2Fn
@w
(2)
ra @w
(2)
sb
=
NX
n=1
@
@w
(2)
ra
((2)ns h(z
n
b ))
=
NX
n=1
rs h(z
n
a )h(z
n
b )
3) One weight is from the rst and the other one from the second weight layer, i.e. k = v  85 +
1; : : : ; W and l = 1; : : : ; v  85 or vice versa:
Hkl =
@2F
@wk@wl
=
NX
n=1
@2Fn
@w
(2)
ra @w
(1)
bi
=
NX
n=1
@
@w
(2)
ra
" 
4X
s=1
(2)ns w
(2)
sb
!
 h0(znb )
#
xni
=
NX
n=1

h(zna )w
(2)
rb + ab 
(2)n
r

h0(znb )x
n
i
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D. Calculations
In this appendix some smaller calculations are presented which are used in certain parts of this thesis.
D.1. Covariance Matrix for Event Fractions
This appendix refers to the statement in Section 4.2 that a covariance matrix including all twelve
event fractions nc=N with c = 1; : : : ; 12 would not be invertible, since it would be linear dependent.
For example, looking at the rst event fraction column, all twelf entries would add up to zero with
the use of equation (4.2):
12X
c=1
cov
nc
N
;
n1
N

= 2(
n1
N
) +
12X
c=2
cov
nc
N
;
n1
N

=
n1
N2
  n
2
1
N3
 
12X
c=2
nc n1
N3
=
1
N3
 (n1N   n21   (N   n1)n1)
= 0 (D.1)
In the third line
P12
c=2 nc = N   n1 is used. In the same way, also all other eleven columns would
each add up to zero. As a consequence, the twelf event fraction lines are linear dependent as claimed.
The invertibility of the covariance matrix can be made possible by dropping one non{vanishing event
fraction nc=N 6= 0. This reduces the number of observables from 85 to 84, but does not come along
with any information loss about the events.
D.2. Peak at p  0:32 for Poisson Statistics
In Section 5.1 it is stated that the peak at p  0:32 in Figure 5.2 probably undervalues the true
p{value for cases where one data set has one {event while the other one has none. Figure 5.2 shows
the p{value distribution of the self{comparison which only uses the fractions of events with tagged
{leptons. If the data set has either one or zero {events in one specic class, the best estimate of the
true expectation value of the number of {events in this class would be 1=2, whereas the dierence of
the number of class events between both data sets should be neglected. With Poisson statistics the
probability of having t events with tagged {leptons would then be
P (t) =
1
2t t!
 exp( 1=2) : (D.2)
With equation (5.5) in Section 5.1 it is shown that the same number of {events in both data sets
leads to 2AB ' 0 and the peak at p ' 1 for the comparison of one class. The peak at p  0:32 results
from 2AB  1. With Poisson statistics the situation of one {event in one data set and zero {events
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in the other data set has the probability
P (2AB  1) = 2  P (0)  P (1)  0:37 : (D.3)
This is higher than the p{value. For 2AB  1, equation (5.5) leads to the requirement (nAc;  nBc; )2 
(nAc;  + n
B
c; ). This requirement would for example be fullled for n
A
c;  = 0 and n
B
c;   1 or vice
versa. The probability for 2AB  1 calculated with equation (D.2) would be:
P (2AB  1) = 2  P (0)  P (t  1) + 2  P (1)  P (t  3) + 2  P (2)  P (t  5) + : : :
= 2  P (0)  (1  P (0))
+ 2  P (1)  (1  P (0)  P (1)  P (2))
+ 2  P (2)  (1  P (0)  P (1)  P (2)  P (3)  P (4))
+ : : :
= 0:4773 + 0:0087 + 2:6  10 5 +   
 0:49 (D.4)
The contribution from the higher terms \: : : " can be neglected.
D.3. Gaussian Distribution for First Weights
In this appendix the Gaussian distributions for the rst weights are considered. In Subsection 6.1.2
it is stated, that a Gaussian distribution with mean value 0 and variance 1=85 for the rst weight
layer and 1=(v+ 1) for the second weight layer, respectively, leads to values on the order O(1) for the
corresponding output side.
As written in equation (6.1), the input value za of a hidden neuron is
za =
84X
i=1
w
(1)
ai xi + w
(1)
a0 =
84X
i=0
w
(1)
ai xi (D.5)
with xi being the value of the i{th input neuron and w
(1)
ai being the weight of the connection between
the i{th input neuron and the a{th hidden neuron. The expectation value za then would be
za =
84X
i=0
w
(1)
ai xi =
84X
i=0
w
(1)
ai xi = w
(1)
a0 = 0 : (D.6)
The normalized input values xi and the weights w
(1)
ai are not correlated, i.e. their mean values are
independent from each other. As described in Subsection 6.1.2, the mean values (over the training
sets) of the normalized input values xi with i = 1; : : : ; 84 are each equal zero. The zeroth input
neuron has the constant value x0 = 1. If the weights from the rst weight layer follow a Gaussian
distribution with the mean value equal zero, this is in particular valid for w
(1)
a0 = 0.
The variance 2za for the hidden neuron input value is the dierence between the expectation value
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of the squared value z2a and the squared expectation value za
2:
2za = z
2
a   za2 =
 
84X
i=0
w
(1)
ai xi
! 0@ 84X
j=0
w
(1)
aj xj
1A  0
=
84X
i; j=0
w
(1)
ai w
(1)
aj xi xj =
84X
i=0
2
w(1)
x2i =
84X
i=0
2
w(1)
= 2
w(1)
 85 (D.7)
In the second line the non{correlation of the normalized input values and the weights is used again.
Furthermore, weights from dierent connections are also not correlated as they are chosen indepen-
dently from each other, i.e. for i 6= j the expectation value for both weights can be considered separately
with
w
(1)
ai w
(1)
aj = w
(1)
ai w
(1)
aj = 0 : (D.8)
For the same weights, i.e. i = j, the term can be written as
w
(1) 2
ai = w
(1) 2
ai   0 = w(1) 2ai   w(1)ai
2
= 2
w(1)
: (D.9)
Then overall the term is w
(1)
ai w
(1)
aj = ij
2
w(1)
. In the next step x2i = x
2
i   xi2 = 2xi is used, whereas
the mean value of the normalized input values is zero and the corresponding variance equals one as
chosen in Subsection 6.1.2. With the choice 2
w(1)
= 1=85, the variance for the hidden neuron input
values would be 2za = 1, i.e. in particular the input values would be on the order O(1) as stated.
In the same way, the variance for the rst choice of the second layer weights can be determined.
Using equation (6.2) the expectation value of the r{th output neuron would be
yr =
vX
a=0
w
(2)
ra tanh(za) =
vX
a=0
w
(2)
ra tanh(za) = 0 : (D.10)
As before, the weights and the output values of the hidden neurons are not correlated. The weights of
the second weight layer should also be chosen from a Gaussian distribution with a mean value equal
zero, i.e. the weight expectation value w
(2)
ra = 0. The variance of the output value would then be:
2yr = y
2
r   yr2 =
 
vX
a=0
w
(2)
ra tanh(za)
!  
vX
b=0
w
(2)
rb tanh(zb)
!
  0
=
vX
a=0
2
w(2)
tanh2(za) . 2w(2)  (v + 1) (D.11)
As before, w
(2)
ra w
(2)
rb = ab
2
w(2)
and j tanh(z)j  1 for z 2 R. Therefore 2
w(2)
= 1=(v + 1) should lead
to output values on the order O(1).
D.4. Set{up of a Correlated Gaussian Distribution
In this appendix, the set{up of a correlated Gaussian distribution is explained as it is for example
used for the creation of the training set copies in Subsection 6.2.2. The vector ~x should include the
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Gaussian distributed variables, which are here the in Chapter 4 described 84 measured observables.
For each training set copy, the observables should follow the correlated Gaussian distribution
g(~x; ~x; V ) =
1
k
 exp[ 1
2
(~x  ~x)T V  1 (~x  ~x)] : (D.12)
The vector ~x includes the mean values of the observables, which are the measured observables of
the to be copied training set, and V is the covariance matrix including the variances and covari-
ances of the measured observables. The factor k is just for scaling. In the following it is assumed
that such a multidimensional correlated Gaussian distribution is not available, but instead only one{
dimensional Gaussian distributions. The multidimensional distribution can be expressed with multiple
one{dimensional distributions. To do so, 84 variables yi with i = 1; : : : ; 84 are independently chosen
from an one{dimensional Gaussian distribution with the mean value equal zero and the variance equal
one in the form
g(yi; 0; 1) =
1
k0
 exp[ 1
2
y2i ] : (D.13)
The 84 yi summarized in the vector ~y can be expressed as a multidimensional uncorrelated Gaussian
distribution like
g(~y; ~0; 1) =
1
k00
 exp[ 1
2
~yT 1 ~y] : (D.14)
The symmetric positive denite covariance matrix V in equation (D.12) can be written as V = LLT ,
doing a Cholesky decomposition. The correlated Gaussian distributed vector ~x can then be expressed
with the uncorrelated Gaussian distributed vector ~y with
~x = L~y + ~x : (D.15)
In the following it is shown that ~x from equation (D.15) inserted into the correlated distribution in
equation (D.12) can be expressed as ~y following an uncorrelated distribution as in formula (D.14):
g(~x; ~x; V ) =
1
k
 exp[ 1
2
(~x  ~x)T V  1 (~x  ~x)]
=
1
k
 exp[ 1
2
(L~y)T (LLT ) 1 (L~y)]
=
1
k
 exp[ 1
2
~yTLT (LT ) 1L 1 L~y]
=
1
k
 exp[ 1
2
~yT 1 ~y] (D.16)
The scaling factors can be picked appropriately with k = k00. With the creation of 84 independently
Gaussian distributed values ~y with equation (D.14) and the use of equation (D.15), 84 correlated
Gaussian distributed values ~x can be generated which follow equation (D.12).
The described creation of the correlated Gaussian distribution can for example be done using the
GNU Scientic Library [19].
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